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$ NAV

127.37 =0, 15

Profile ‘ 2) Performance ‘ ‘ {) Organizational

Holdings As Of N.A. Portfolio Stats As Of N.A. Alloc As Of N.A.

No Holdings Reported

Holdings Analysis | PORT »

Top 10 Hldings % Port 10.16 Average P/C N.A,
Median Mkt Cap N.A. Average P/S N.A, N.A.
Avg Wtd Mkt Cap N.A. Average P/E N.A,
Avg Div Yield N.A. Average P/B N.A.

Mortgage L
Corporate 39.78
Government 5.3
Cash and Other 4.2
Municipal 5
Equity

Preferred

N.A.

Australia 61 2 9777 8600 Brazil SS11 2395 39000 Europe 44 20 7330 7500 Gegnang 49 69 9204 1210 Hong Kong 852 2977 6000

Japan &1 3 4565 8300 Singapore 65 6212 1000 1212 318
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Bloomberg

JPMORGAN FDS-INCOME FD-C

JPMorgan Funds - Income Fund is an open-end fund incorporated in Luxembourg. The Fund's objective is to provide income by investing in a portfolio
of debt securities. It will invest across multiple debt markets and sectors that have high potential to produce risk adjusted income, whilst also seeking to

Fund Overview

benefit from capital growth opportunities. It has a Bloomberg Barclays benchmark.

Contact Details Fund Info as of 06/25/2020
Management Company JPMorgan Asset Management Last Close $ 127.37
Europe Sarl  Total Assets (mil) $ 6,075.60
Company Address JPMorgan Funds SICAV, European Total Assets Date 06/25/2020
Bank & Business Centre, 6, route Inception Date 12/10/2015
de Treves, L-2633 Senningerberg, Primary Benchmark --
Luxembourg  Curr US Dollar
Company Telephone 352-34-10-101 Tel  Min Investment US Dollar 10,000,000.00
Web Site www.jpmorganassetmanagement.com  Ticker JPMINCC LX
Fund Manager Andrew Norelli  ISIN LU1041600427
Mgr - Start Date 06/02/2014
Transfer Agent JPMorgan Asset Management
Europe Sarl
Fees And Expenses Bloomberg Classification
Expense Ratio --  Fund Type SICAV
Front Load 0.00 Fund Asset Class Focus Fixed Income
Fund Mgr Stated Fee 0.50 Domicile Luxembourg
Mgr Stated Perf. Fee --  Fund Objective Foreign Aggregate Bond
High-Water Mark -- Fund Style --
Hurdle Rate -- Fund Market Cap Focus --
Back Load 0.00 Fund Geographical Focus Global
Early Withdraw Fee --  Fund Currency Focus --

Total Return Chart

2753

— JPMORGAN FDS-INCOME FD-C

1753

e

7.53
. b_“/

N

10 Dec 2015 15 Sep 2016 22 Jun 2017 29 Mar 2018 3Jan 2018 10 Oct 2019
Seasonality
Year Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec
2016 -0.35 -0.11 2.42 1.79 0.18 1.37 1.92 1.27 0.36 -0.11 -1.43 0.87
2017 0.81 0.98 -0.11 0.77 0.53 0.12 0.85 0.79 0.52 0.56 0.26 0.47
2018 0.33 -0.56 -0.39 0.26 0.05 0.00 1.00 0.36 0.12 -0.53 0.08 0.22
2019 2.83 1.14 1.42 0.86 0.41 1.57 0.25 1.28 0.42 0.55 0.29 0.41
2020 0.96 -0.06 -9.86 2.89 2.85 -- -- -- -- -- -- --
EC06 EENZ017 [EEZ013 EEEZ019 [ 2020

w_,EL_-:p_ el - e n o mawm e

43

_7_4

-10

Jan Feb Mar Apr May Jun Jul Aug Sep Oct Nov Dec

The material produced in this document is intended for informational purposes only and should not be construed as an offer or solicitation for the purchase or sale of any financial instrument. The
information provided herein reflects current market practices and is not intended to constitute legal, tax, or accounting advice. The information and data contained herein has been obtained from internal
data processing, fund administrators as well as other outside sources and, although it is believed to be accurate, no guarantee of completeness or accuracy is being made. Bloomberg LP shall not be
liable for any losses or damage that anyone may suffer as a result of relying on this information. The information may be changed by Bloomberg LP at any time.
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Bloomberg

JPMORGAN FDS-INCOME FD-C Fund Performance-Risk-Tracking
Benchmark: as of 06/25/2020
Currency: USD
Performance
Fund Bench.
— JPMORGAN FDS-INCOME FD-C
Mean Return 1Y Weekly 2.04
Total Return 3M 15.05 18
Total Return 6M -1.90 1259 i
Total Return 1Y 1.21 118.8 / /
Total Return Ytd -1.96 —_ ,—N«"“"r

Perf 2019 11.99
s M"
Perf 2018 0.94 m/’

Perf 2017 6.73 §7.5 — - =
10 Dec 15 Sep 22 Jun 29 Mar 3Jdan 10 Oct

Perf 2016 8.42 2015 2016 2017 2018 2019 2019

Perf 2015 --

Perf 2014 --

Eff 7D YId --

30D YIid --

Gross 7D YId -

Subs 7D YId -

Avg Life --

MMkt Avg Days To Mat. --

Risk

Fund Bench.
Downside Risk 1Y Weekly Ann 11.21

Semivariance 1Y Weekly Ann 21.39 125 r/f——
Standard Dev 1Y Weekly Ann 12.23 10.3 ]

—— Standard Deviation

Max Drawdown 1Y -16.92
Max Increase 1Y 15.81
Kurtosis 1Y Weekly 19.35 59 l

Skewness 1Y Weekly -3.94 37 \/J

15
28 Jun 2019 15 Nov 2018 3 Apr 2020

Risk/Return

vs Bench.
Excess Return 1Y Weekly Ann --
Information Ratio 1Y Weekly --
Jensen Alpha 1Y Weekly --
Modigliani Rap 1Y Weekly --
Sharpe Ratio 1Y Weekly 0.06
Sortino Ratio 1Y Weekly 0.31
Treynor Measure 1Y Weekly --

Tracking

vs Bench.
Alpha 1Y Weekly --
Beta 1Y Weekly --
Correlation 1Y Weekly --
Bear Correlation 1Y Weekly --
Bull Correlation 1Y Weekly --
R Squared 1Y Weekly --
Tracking Error 1Y Weekly Ann --

The material produced in this document is intended for informational purposes only and should not be construed as an offer or solicitation for the purchase or sale of any financial instrument. The
information provided herein reflects current market practices and is not intended to constitute legal, tax, or accounting advice. The information and data contained herein has been obtained from internal
data processing, fund administrators as well as other outside sources and, although it is believed to be accurate, no guarantee of completeness or accuracy is being made. Bloomberg LP shall not be
liable for any losses or damage that anyone may suffer as a result of relying on this information. The information may be changed by Bloomberg LP at any time.

Bloomberg® Page 2 of 3



Bloomberg

Total Assets (mil)

Fund Allocation

as of 06/25/2020

B /PMORGAN FDS-INCOME FD-C

62505
50033
3757.1
2510.4
1263.7
17
10 Dec 2015 15 Sep 2016 22 Jun 2017 29 Mar 2018 3Jan 2019 10 0ct 2019
Asset Allocation as of 06/30/2018
Corporate 39.781 % . Corporate
Equity 0.096 % W Equity
Government 5.369 % E ﬁzt,z;na::;et
Money Market 4.274 % = mz:%as;
Mortgage 49.941 % Il Preferred
Municipal 0.537 %
Preferred 0.003 %
Portfolio Statistics as of 06/30/2018

% Of Top Ten Holdings
Fund Turnover

Median Mkt Cap (M)
Avg Market Cap (mil)
Avg Dvd Yield

10.16 Avg Price/Earnings -
- - Avg Price/Cash Flow .-
- - Avg Price/Sales .-
- - Avg Price/Book Ratio .-

The material produced in this document is intended for informational purposes only and should not be construed as an offer or solicitation for the purchase or sale of any financial instrument. The
information provided herein reflects current market practices and is not intended to constitute legal, tax, or accounting advice. The information and data contained herein has been obtained from internal
data processing, fund administrators as well as other outside sources and, although it is believed to be accurate, no guarantee of completeness or accuracy is being made. Bloomberg LP shall not be
liable for any losses or damage that anyone may suffer as a result of relying on this information. The information may be changed by Bloomberg LP at any time.
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JaAIruodgaunu fu AUNOA (UIN/KUDY) 9.9997
YaAMLIoIaINU tu AUNORA (UIN/ALIDE) 9.4507
naunuiUaAnIdUT dariausy Global Smart Bond -5.49%
INCUrLIMASTIU 1%+ 0.00%
INCUTIIMSTIU 2%** 4.38%
yaANSweaudns ru AUIoA (@uuin) 6,018
yaAINSWEAUANS tu FUdom (3uunn) 5,943
yaANSweauaNSIodus:naaionAsad (Euun) 6,559
yarBov1uanssous:naaionAsaU (Net cash flow) (E1uunn) +6,574
SNSIAUINAUS:HINIONASIU* (Average redemption rate) 0.33%

* 1QudndouveuyarvigAuna:auilduusensioyaAnweauansiody

** 91N 23 U.A. 63 fiu 29 w.A. 63
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[ TMB-ES-GSBOND —— Benchmark 1 Return —— Benchmark 2 Return

10.00%
5.00% 4.38%
0.00% - 0.00%
-5.00% -5.49%

-10.00%

-15.00%

-20.00%

24-Jan-20 29-May-20
wansAIduIUVaT NaNUIARISUT dariadse nevnuidanidud dariausa Global Smart Bond
fu SuUf 29 wauNIAL 2563

fourau 3 IFiou AIIAIAAINDINU

Sogazpiol (28 N.w. 63) (23 U.A. 63)
nadnuilaAnIdUT dariausy Global Smart Bond -5.56% -5.49%
INCUTIUIRSTIU 1 +0.00% +0.00%
INCUAUINSTIU 2+** +1.65% +4.38%

Note™*
INfU7iNIMSYIU 1 A Aisl Bloomberg Barclays US Aggregate Total Return Value Unhedged USD (anaijuunn)

INfUriUInSgIU 2 Ao Mul Bloomberg Barclays US Aggregate Total Return Value Unhedged USD (anaiiunoaansansy)

HUIKR : NSIAWANISANTUIIUVOINAINUIAIANIVUAIULINSTIUNTISIAWANISANITUNIUVEIAIALUSBNIANISaINU (AIMC)
nuliwanmsAtiuuluasn/wanisiUSeuifeuwanisAtuguiineovesnuuaniturilunaianu DlRdugvduduii
wanisAtuulusunAn

rinouinTeanunu:auAn Heulvwanauinu aznouidsunouanauleadnu
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Bangkok Bank
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v

swasngunw e ) lugsdouanadszlend ldguamsiamsnamuide
dull Baviau3e Global Smart Bond Zedamslasuidnndnnindiamsnainu nmslne

FINO  HINSUTLHZINAWAITUD 23 UATIAN 2563 BIIUT 31 WOHHAAN 2563 LAY

s uhusEnvanninddansnamu nmslng 1da  laujuanihilums
Jomanasnuillafidut Sariause Global Smart Bond imansanmuanaIsuiingUszaedi

Tomuualilulasims warmelansenzduafvanninduazamananning w.a. 2535

H\‘j°T
(9gd dlnda)
SUIMITNFINN NG (Wnzu)

Tugusdquanaussland

u

SUNQISASYINW 1@ (UNIBU) n=Gauwasii 0107536000374

333 nuudau waAUSN NS 10500 Nsdwr 0-2626-4538 Insats o 4545 www. om
Bangkok Bank Public Company Limited Registration No. 0107536000374
333 Silom Road Bangrak Bangkok 10500 Thailand Tel. (662) 626-4538 Fax (662) 626-4545 www.bangkokbank.com
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noInuIUARISUT dariadsy Global Smart Bond
Juna (Gululnnsovdeu)

fu 5Uf 31 WQUNIAU 2563

NUaINUAUYaAIgRSSSU (S1ATNU 6,026,158,480.83 UN)

Nuwinsuins

Cle

ann
2NAONITYANSU
2INNISVIgNUaINU
INNISVI8HLdLAINU

annidu

souaunswe

nuau

Tala]
NMssuBeRAUnLiovaInu
2INNISSOINASS

I9mtondryryreuus

AEINeANIY

NIBRUIRAY

KuaudU

sountau

dundweigns

gunSwedns :
nuAlASUINEfiontosadnu
UrysUSuauna

nls(vaAnu)ans

gunsSwegans (INMAU 9.4502 UNFEOKLDY AMUIUIINTIUIU

KLoBaYNUATIMLNGIEONIKUA fu SUR 31 WNBNIAL 2563

628,866,280.0885 HLDY)

<
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uin

5,935,852,191.62
99,511,896.85

590,270.43
95,430,000.00
1,655,162.99
131,500.00

6,133,171,021.89

75,507,680.95
128,487.99
109,085,482.90
5,241,678.13
117,648.70
146,162.86

190,227,141.53

5,942,943,880.36

6,289,647,835.57
209,141,188.88
(555,845,144.09)

5,942,943,880.36
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dMSUS8:10a1AIIFIAURA 23 UNSIAU 2563 (5uomn:|UUu5mﬁ\1na\1r1u) fusuf 31 wounIAU 2563

uin
s1wlfvnNnisadnu
sreldinonity 601,348.34
snwldiAnsssuitioulunisdovintionainu 182,976.57
sous1gln 784,324.91
A&
A1SSSUITYUNISIANS 21,188,357.84
A1sssUItisuWRIawaus:losu 747,824.37
Avsssultguunen:Idou 2,492,747.95
negRuln 117,648.70
souAlgIne 24,546,578.86
snelAvnNnNiIsasnuans (23,762,253.95)
s1emsmis(vinnu)ansvnisuadnu
swmsn"'ﬂs(\/']mqu)an§ﬁ|ﬁmﬁunvﬁnlﬁuadr]u (100,571,214.96)
stensrls(vianu)anshguliiiavuniiuadnu (90,306,289.21)
ls(viANU)aNSAINAVUINANYrYIOUWUS (229,811,275.00)
mls(vannu)anshgululfIRavuINAryry1euWUS (109,085,482.90)
ﬁ'ﬂs(\/'mnu)an§vm5mswamd?iﬂuﬁumswhods:lnﬂ (2,308,628.07)
sousnen1sMls(vIANU)INMsasNUAIRAVUIA:AGIIUIAATU (532,082,890.14)
ms(Wuvu)anasludunswgansonnnsAnituinu (555,845,144.09)
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v =

VBUAIYATLRYANTTANTU

R1]
[
L

2

U AUN 31 NHENIAN 2563

AMUIUNUAULAS

o %4 ]
AUIUNRU/1R U

RurNsUIANS
ULA. FUIATNFINN
Ui, suAsnansineg
FIRUAINTUIANT
NUIBAWUAUTEINA
NI UAUTZNA
N84 JPMorgan Funds - Income Fund
FANUWWAMUAIUTTNA (571A19U 6,026,158,480.83 UM)
nIngaudu
wilAusy
yaAmIndaugns
UIUMNIYAYY
yarmIngduansreniiey

s aAa
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YaAINIUTIAY
na1a (Un)

98,500,538.23
1,601,629.05
100,102,167.28

1,492,469  5,935,852,191.62
5,935,852,191.62
-11,868,819.91
-81,141,658.63
5,942,943,880.36
628,866,280.09

9.4502

% of NAV

1.66%
0.03%
1.69%

99.88%
99.88%
99.88%
-0.20%
-1.37%
100.00%
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d1nsU 6 IdounsnvousoulUnyE 2563 AUIRAUR 23 UNSIAL 2563 AUAA3UR 31 WOUNAU 2563

AlgIeRSoNIfu9INNoINUSIU

o

FMINASUN 23 U.A. 2563

fudun 31 w.A. 2563

o

FMINAdUN 23 U.A. 2563

fudun 31 w.A. 2563

(Fund's Direct Expenses) 9UDURNU Sogazvou
KUY : WUUIN yaANSweauans?

AMSSSUITEUNISYANIS (Management fee) 21,188.36 0.4535
ArsssultiguwRIawads:losu (Trustee fee) 747.82 0.0160
AUNEN:IJ8U (Registrar fee) 2,492.75 0.0534
Fi']ﬁd'énmmsadr}u (Advisory fee) Tuo Tuo
Aluunun Tud Tui
nEiuln 117.65 0.0025
AlEInedU 9 0.00 0.0000
sourlgTenanun’ 24,546.58 0.5254
KUK

1. TusouAunertinEovienannsweiia:AssSSUITEUN 9 RINAVUINNISEOVIEHaNNSWE

2. yaANdweauansiolnausiedulnuAuoINAUR 23 UNSIAL 2563 TUAUR 31 wnuN1AL 2563
IN1AU 6,558,919,925.45 UINn

dnsndounyudsuNIsadnUVeINadnusou (Portfolio Turnover Ratio : PTR) = 36.39%

AtsIelumsBovienanniwe Sowasrolvoayarndweduans) Ul
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dMSUs:0:10a1 6 1FoUVaISOUTUNYE 2563 (AIASUR 23 UNSIAL 2563 - 31 WOUNIAL 2563)

adu seounnaninuovod

1 surnIsnKIsing 911A (UKBU)

adnuaunsnnsodeussaziBunnsrissnssuiuuAnanifeavesnunednusoulsiRusSEnInNTsinensy

nSon website voy Ua9.A https://www.tmbameastspring.com/about-us/corporate-governance

n8on https://www.tmbameastspring.com 1onAove > N1sANUAIIANYNIS > S1PIIUNISHN

ssnssunuuAnaiNeovod KSaNn website voud1UNIIUAUINSSUNIS N.a.A. N https://www.sec.or.th

shevunsitniveveyanisiiontiosanuiiu 1 Tu 3 vounednu ru 3uf 31 wnun1AU 2563

i

mssuwals:losinounnuiiesenmsildusmsunnadus (Soft Commission)

USGNATKwaUs:Tosu

wads:Tosunlgsu

InnwalunisSuwaus:Tosu

-

Commerzbank AG Frankfurt

V12418 1a:UNJIAST:H Yad

WioUs:Tesuilunsainuvednainu

2 | DBS Vicker Securities \19ans llazun3iAsn=K dad | IieUs:Tusuilunisainuvednainu
3 | UOB-Kay Hian Holdings Ltd (Singapore) V1981s 1azundIAsT:K dad |vTiaLJs:quu"[umsaur]uva\maunu
4 | Maybank Kim Eng Securities (Thailand) Plc. V1981s 1azundIAsT:K dad |vT}aUs:quu"[umsaunuvaunauqu
5 | PIMCO Fund Global Investors Series Plc ¥10a1s 1azundIAS1:K Yad |vTiaLJs:quu"[umsaur]uva\maunu
6 | BlackRock Group Fund \10ans llazundiAsn=K dad | IieUs:TosLilunisainuvednainu
7 | BNP Paribas Investment Partners V19a1s la=undinsn=K gad | eus:Tusulunisadnuvesnainu
8 | Wellington Management Funds V19a1s la=undinsn=K gad | eus:Tusulunisadnuvesnainu
9 | GMO Global Real Return U-AUSD V19a1s la=undinsn=K gad | eus:lusulunisadnuvesnainu
10 | UBS Fund Services S.A. V19a1s la=undinsn=K gad | eus:Tusulunisadnuvesnainu
11 | T. Rowe Price V19a1s la=undinsn=K gad | eus:lusulunisadnuvesnainu
12 | Franklin Templeton Investments V19a1s la=undinsn=K gad | eus:lusulunisadnuvesnainu
13 | JP Morgan Asset Management ¥19a1s 1azundIAS1:K Yad |vT}aUs:Iﬂuu"[umsa\1nuvaunamu
14 | Lazard Global Listed Infrastructure ¥19a1s 1azundIAS1:K Yad |vTiaUs:IfJuu"[umsaur]uva\maunu
15 | Amundi Luxembourg SA \10ans llazundinsn=K dad | IieUs:Tosuilunisainuvednainu
16 | Brookfield Global Listed Real Estate UCITS Fund ¥10as 1azundIAS1:K Yad |vT}aUs:quu"[umsaunuvaunauqu
17 | JP Morgan Security (Thailand) V1981s 1azundIAsT:K dad |vTiaLJs:quu"[umsaur]uva\maunu
18 | Citigroup Inc \19ans llazundiAsn=K dad | IiieUs:Tusuilunisainuvednainu
19 | Credit Suisse Securities (Hong Kong) Limited V19a1s la=undinsn=K gad | eus:lusulunisadnuvesnainu
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