iﬂﬂamﬁﬂm[ﬂiamsa‘i’mnamus‘m

o

ANANNRAINH / AIHEN:

a s a o o

NHANTY N.K.6. ANIBEN W21V QRNANNINELAZARIANANNTNEG W.A. 2535 UszNIARAMZNIINATS

[ A

n.8.5. LazrIe UsznIAEI%NITAMENTINAIS N.8.6. LLaz‘ﬂ%szxmﬂﬂmznisumiﬁ'}ﬁ’ummmnu

nagyw / Nadwile / NBenusIN Nanels naswlaia ATIH1THBEAIUIZINABMA) Fnnegamuietas

a [

AMZNTINNTT N.A.H. N80 AMZATINAITANAUARNNINIURZARIARANNINE

o o X 1 2 o o o a1 a v o da 4 adg o o
ﬂqﬂﬂﬁa'ﬁuﬁﬁlﬂﬂ'ﬂ% UHIY0I LIWAR L%ﬂ ATINE ANFILLIH ﬂ']i“ﬁﬂUwaﬁN%&hﬂﬁ%'Tﬂqﬁ ‘*r‘iimﬁﬂ'lia%ﬁlﬂﬂ

gy '
| 1 o

USuNIRNInIadaiuaywnITIenhgaiueansy lneAdideniieamunlildSuaaun usEndanInse

o

fariusysIsIensamuazAasartsaFeniuiuanida asms mdedeiu meindadiiudin
swimansesmsulalanelussezinadiifimue

la39n13 waneds lasen1sinnis nasnwdaia AT1H13ATBA19U SN ABMAJ VAL ERELE N AR EELE
ARIANANNINE naneile aaanannnguisszinalneg

wignziden nanefs wienzidewniigamm

USUNIANTS nanefls uSemannswadanisnasyw ndnslne daie

UTENEW)® NNN8E UTENRWIMAINALNHEI6I85ININ01TBN T

sWIAINIEEE nanells swiATNIEEgANNgRNNEIsIEgIAINa1TWA TN

=]

auanalszleds naneds g

ez

wanayszlegizasnasmm

(Y

ey

HOanIgasnw nanels fhaniigauzainasyn

JaTUaBwINTIEVIERY nanefs faiuaywnisaenigauaacnasu daugilasuluayginan
ﬂizm'mm’mﬁ’ﬂm’"ﬂiznauqsﬁwﬁ’ﬂw%’wéﬂizmwmﬂﬂﬁﬂ%amwﬁ'ﬂw%’wé (Broker) NIATRANTNINE
(Dealer) uazn13dasMIEnaANNSNE (Underwriter) visludauzasnannsndnaly wiandnnineisnnmaniz
IR LRILANTN

HeauUnE nanede gaaudnydzainaimn

HAINUAN1T% A1HUTZNIAAMZNITHNITAIAURANNSNELAZAAIANANNINGINAI8NITATNUAUNTEINT AN
a0 gasyuelnaifives wasgasmunelng Taudgasusasielus

(1) swimsurUszinalne

(2) swIAIIWIAE

(3) swrAsTfingraneanizanaan

(4) vSEMdunw

(5) vFENLAsARWBIELES

(6) UTENAANNTNE

(7) vIENUsEAWINIFANY

(8) UFUNUszAnAIn

(9) NBINHIIN

(10) nesnuaIYARRTIUTENNANNINESUTAN T waesdasuIelnaifiey gamusielng wiegamu
AN (1) 9 (9) wam (11) 9 (24)

(11) neanuaIsaoLaesEn

(12) naswinriaiwigdisianis

(13) naanwUszAudIAN

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 23



(14) NBINHNITDDNUVIIYIF

9
=1

(15) naenwian1INWYLASHRIBITEUUEAIUBNTE

9
a o =1

(16) gUsznaugsnadnyny1gezn1eaniIAINNRNIEIEIEHUYIZOI1ER NN

LA @

(17) d01U%N3EUIENRINNUTENA

(18) aaUnAnATENT®EN

(19) paranannsndunslszinalne

(20) HAYARAUILLANUTTEN

(21) Biyaradeiiyarana (1) f (20) Fousantwinniisesazinfuinaesiwiniifanseanie
oA

(22) g”amwhaﬂizmﬂﬁaﬁé’numuﬁmﬁuﬁam%mu (1) @ (21)

(23) HIAN1TNBINW 'ﬂ'%a;jﬁ'ﬂmiamﬂuﬁ'ﬁgﬁgﬂ%amﬂéawﬁﬂ AINUIZNIAAMENTTHNIAAUARIAYIIN
sevdninariAsaiuyranslugsianainnm

(24) g”am%ﬁﬂmmuﬁﬁﬂﬁfﬂamﬂizmﬂﬁmum

gaswsnelng suUsznmeARnznssNnIsiAunannswduazaaianannsnginmenisimuaunieey

aenuanIUn gasnusielngfivee wasgasmusielng lawngdasmusosialui

Y & @

(1) 'ﬁ,l?n_qlﬂﬂaﬁﬁanwmﬂmﬁnum:ﬁmmﬁ

=IO

- sy v a dl L o U &’J 1 U lg
(n) fdmzaegiiauaniunisiiwlagafidaouininsiadounds Aws 100 arwumzawly

d o s > o Ao s
(2) fiduasulasasslunannsnaniod

'
ad o a

QP8 WAIIAILE 20 AwUINEINIU wEalwnsAIRRUTING Y

@

'
| [ ] d v

nuadfiuaswlunswgiuaonaiinous 40 aruwumanll nek IRarswmasunsiulagangdseu

a

U dnIsIasauLan
(2) yrrasIsnanTenusINAUgansauaIfanuazlnanumenitonsh

o o a | Y % & o o oo 1 Y | o a v o v@ o
(ﬂ) Nﬂ%‘/l’iWEJEjVIﬁI;NLLm 50 a’l%U’WI‘ZJ%VLU Min ﬂ%'ﬂiwElﬂﬂﬂa']'JVLN%‘Ui'JNHaﬂjﬂﬂﬁﬁjiNWiWﬂﬁﬁiﬂLﬂ%ﬂWﬂ

a1AgUsEdngasyARaTL

1%
o 1

(2) fselanelaous 4 sruumaunll

(m) ﬂﬁ%amuhEjmﬂwﬁ’nﬂ%’wﬁw%aé’mzyﬂ%amﬂa"swﬁwﬁ’m,wi 10 sruumdnly vielunsdfitusiatne
dnudafiduasmulunsngausanannousd 20 dwumanly

Rduasmugs nanefs fiazamuluniteasmuzasnasusanluasiusnasus 500,000 umiwly (initial
minimum subscription) m'm*?ivlm”ﬁmuvli‘luﬂsxmﬂﬂm:ﬂﬁumsr‘hﬁ’ummmnuﬁ V%, 88/2558 1389 N5
SnnonaamuNiiagamunily wasfiodamuiifldsedos uazniadivhdygrsudanisnasyudauyaaa
samnsfiazUszmavdoudlafisufisluewian

ETLAY nanefe srosgiomieauiifnzuwmdsdliioeniiaaluizesiwunigasunananae g
fomigasmudadndinlszguuaziinsoandesainzuwi niazesdiwuniheasuninanaesgianiae
aoyudsdaniodoudanfuazfiinsoonidesasnzum

AL Fe9d19ann vanefs wbvasgianiaeacuiifnzunmdesdisannaassimuniieamuimanosgie
wigamuindrdndazgauaziandoonidesacnzunn norasiiwannsaauiinaaegianiiae
ssnudedaniadousonduas iansoonidosasnzunn

| o oo a

NARAIAWILAING WNNI8E0 uammwaauq‘wﬁ‘mmnamumiﬂ”’aaﬁﬂmwmﬂamuﬁﬁwﬁwEl"LﬁTLLa”'Jﬁ'wmmw

Q q M

nzilewnhieasuiioduinidwinun lnedwmmananainaduiaanafien 5 dunvouazsn
AN 5 119

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 24



yaArIgasuildRwInNTIAz enheaIs nanel yarhgasuiaanAiensunkei 5 Houazle

J !
NARENE NI 4 Foh

FETULLIANAUOY NHBTI TZELLIANTUDAIENILAIY b

simudeduniieam nuefs 31130 AngasIBInoIIATWININYIAIBAI W 0 Fwik
Anssudefuu ﬁ’nﬁ”wﬂ"]ﬁsiuLﬁaumi%'u%aﬁuﬁmﬂamu (aR)

Wi nanedls Iwdaviinisunsizasuseninng

Furmssudiedn nanefs Tufiuendnnsimualdifuinsudeduniieamulaesdalui® wmniudonan
psaiuTungn azldwinsdaluduwiniinmsiulodn

Audteznenanning nanefs Auddoznendnnsnddiinacaunnngraneisaenanninguaznain
nannIne

8010334 nanefs antunsiuaangraneasnideiuligisaesaatunsin

ANIAN N8I FNIANUTENIANITAINY

o o

dyaUnyduandng naneds ayaUndudasdndluniieacmm

9

dozavieasnu nanells dizenhieasnuludisszezanauszne lngusundansnsogaiuayunisee

9
' ' U
o v as

wigaulasuAdsdaniigasuangdidoniieacuuazlasurdodeniieasmuuan

ﬁ"ﬂé’mﬂﬁlswmaamu VEREGR a”'aa”mﬂﬁ'smmhﬂamuim%ﬁﬂms%ama
ABNIBAMZNIINAIT N.8.5. ANIEDT F1BNIBANZNIINAIIAAURENNINELAZAATAARRNNINE
MHILAIY T NHNETI NIIERINHIBINDINY

etz nanefls iodedmnauaneniienmu

sunuANNb Tl nanedls dyanwalildlunisineunuannwbdaie

[
o

A153ABWAUAINNLEDHD N80 N1TIROWAUAINNWILTBDIASIANEANNRAS

€

=3

10157819 ADHBONATIE1IAIE

s v e [ a

9
ARGYEY NIDFDHIUIDY HIUDNIA JAannad nIagra1Uazn wauans

a L

ﬁ']é)'%mﬂﬁ'wvﬁ%aamiamwaanmnmﬁaﬂisnaumia%mﬂﬁ']eiau,azm'mﬂmwmﬁ'leia 989

AAnYinUsIngluiadaussianuazdnsidiumsasnulunannsng

ANANA AR5 UIYANT

“ngunans” UsEnlngiuazusundasnaainsgiuwnisug inanidadnigdtnualvaarieu
N5HHIIN

“nagnunuy” N2 WNEN TN UYLAZ VAW TEUUFAIURNTREWATNNJANIETIFIESWIATTUTI
Uszindlne

“NBINHIIN nasnusINfienfAswiadeasunITnRwIna1aRkaURTaNaTWTBIaMlk

wwoUmILeLde” gRneamalasinsdnainasuiksUnsiaideszesfidas (Asian Bond Fund 2)

AINNFZDINUTTYNNGNTUIAITNANENIBN Executives Meeting of East Asia and

Pacific Central Banks (EMEAP)

“Naanwh Al” nasnwsINagasnuifildsiegas (Accredited Investor Mutual Fund)

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 25



AANA A8 U AN
“NB9N buy & hold” nasnusINngaiuaswiesrsuieilasionsndiuniamulianasuinunaigae.

IR NIDATUBYABITOUNITAINUZBINBINHIIN NTBATUDILIBINGINUTIN

“nganw CIS nasnuiTRRewaINNgnaea19UsznAZefianwus dulasenisamuiuungs
19U IEINA” (collective investment scheme) 1194 laldnnasyusiina1razdnniluglusun

s

n3a6 n3o3Uaule usilisaniianasnn property Naeyw infra NBINW private equity

' [
[

NIARIABATNN NI EAIUTZLNA

“nagyw ETF N9 exchange traded fund NIIAAIAUATNAGNNIEHIIUTZNA

AU TELNA”

“Naenw infra” sUnvumsasnulunindduiieidasiulaseasneiugiuzasuszinasng < 4o
Lot

[V
a

1. naenwulATIas 19N UgIRNTARIIRAIHNYHNIEINFIERANNSHELAZ A6

MANVSWE N3amaNgrAEIFmIenIaNagInsInlunaInn

' [
do @ =

2. NoINlATIASIINUIWANUSTINANTRAIWAINNYANIEA19U sz AZS

ar

ngUszasAnantunsasnwlwanwasinuefeafunasusInlasIas o ug 1w
as 1. na% ldnasulasiasnenugiuainaiazdnniluguuiun nias wsagy

sula

“NBgnw private equity”  AINITREHBIINAIYW (private equity) fionadnmnsanlngUaasusun niss wie

sduuuanle wazfianwuzaasianisadnelaaenaniansaluii
1. Ransdusinasuiiirualilulsznmearuznssunisinunannsuduas

FAIANANNINEINFILNSAMWANIITANITEUNUZEIAINITHUS NI Ui e

\Uun1susznaugsiananninguszinnnisannisnasnwanyana

2. AAN1IEBIINAINUAINNYNNEA1IUTHNANTAN WS ATUINGIH

1Y FY
ar | -

(n) fImgUszaarianIsaIuIINAUzasEaINwaIs 2 seauly el soefils’

q

a

Onldiauanilsslegiainnisdnnisnsnddudiunizasyanalarse

ngNyARALATWNISIANIZ

(#) fimanaunsneliypranioypraladnginnsliwguasnIngauiiinan
Wunw

(m) fulunenisamuluiansduinuwnnsdrvidyginmsamuluiumians
Uy siuineliiindnslumsldundoiuaesianisnulnniends
Inefidaulunsiiduguaunugsia mssufiveunsanisusudyenis
Fufbuinw niemsaninnsiulaluansusiasianionisfiunuimsanis

ABgINazaian1aINgT?

[ [ [ a o

“Na9yh property” nasnswaawineldasnuadimisansnegdeaglnguuuy

o

ae19lnad19nIh Aot

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 26



o s o
ATFINN

“Navnm urr

“N15AaRAINNLEES”

“lAs9n15”

“Ruennse
A58 REULNN

WHIN”

“InHINdaaIn”

“HYHNGHTWAT
Lnasioui

“RAtbIwNe”

o< &
“mwmimﬁunmu”

“R3181301A3g INe”

“p5181901ASF

A9UsENA”

A8 U AN

1. nesusmedimIanswdfiagnieldtoAulssmarmznssNnsiiuRaIaY Y
FIFIENANNUTNITIANITNINUTIHORINTHNTNE

2. nindiNonsamulwadimisaningidnnitvaungnaneindensasite
ganssnlunainnm

3. foreign REIT

naswsINiagasnuanItunsagasnuanelngivdw

(Uttra Accredited Investor Mutual Fund)

nsaaANEssfionaiazuaInnsasulaen1sidnduadyyile derivatives 1l

ANWMATUAIWEIH
1. lifithguszasAianinadszleadlaanisiienals (speculate)

2. finaliAnmdedlunisamulaesingainauwanag

Wun1sanAatdssnilunazan i e an1zaansngaunanIn1sanANN

w

GEN

4. g1a15aaaRNNLEeelaat19NUsEANS AW

lasgn1sdanIsnasnusIn

NINITRWRIh

1. 13EN IWAINBFAINNIINTIE1TAWNHA NB UL WAL IAUNHE TN

2. #8INIINNINENDDNATNNNHNIEIIAILTUIATILNENISINYATUASERNTOL
ASLNEAT

3. Aa1NaaNARNLAENEaNATNNYANIAIIAILEUIAITDDNEY

o

d @ s = 3 . o a d a o
donnasfildnluninnandzSasd (Shariah) uasfianuwuziieulAesl

[

ULineln

'
o

lneadyafifiauideslanugiinanisnisanandwanainadygiden

WautAeslanugsudinlaifagiwin o aile 9

ar

RnfaIAUsznaulTwiwA LARANTMaN 8T e

AN AN AR R UTE AR D 2D WO AT 1SN

9

n31a1I19n1siundSenlaliilasanimduduls

EERGREIENN

a

1. BILIUARY
2. WwaURI3guIa nIaWusins sun.
3. WisUks B/E P/N AQN #3aviug] Nnszn3nen1saasnsanasnuiwiiUwgs

ATLHYNNY

Asa1sNRgURUU M RINUATIENTNIAST IneNsguIaR1sUsINA

N32N339NITARI SWIAIINAN NIDVWHILITHIDITFUIAAIIUIZINA HIDBIANTS

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 27



o s o
ATFINN

“f31619 Basel 1lI”

“Aa1nZaANe

1% o

HANNSNEFIUTLNA”

“sUn.”
“GN.”
“Um.”
“94.”
“ua.”

“U'ﬂ"ﬂ.”

“ySunaANsLlen”

“UUU filing”

“Quuanedng

Tunauscloan”

A1aSue AN

1 I o & w3 @ v o < o '3
szwinelssind Wugaanwsagrnuszin ualisiniensiasioanlneasmns

a

UnAsasdInriasd waadussineis

psrasiien1siudwinnasnuessaniduwnisiuwlddimangnanelnerse
A19UIEINA N1HN1587198991NAENLNMANISAIAURUAFN1TN191I W84 Basel
Committee on Banking Supervision (Basel IIl)

AudnatswsaiAsadnala 9 NdaldRawianisdeaenannsndluaneuszing lng
NANWMATUDINGIH

1

n
AN1999UTINANLEUDTOLHUDIIERANTNINEIINHLAUD TN I BUAT H LA WD

YIENATYTE

2. fimsfimwananinmrinsednliszuy Feimuaieanuisnislunisdens
s s L 6D 1 v Y o 1 v oo s g

nannswgliituwnisarmidn laeglvuinislionaldgaeifialunisdnnisdons

Wndszn198w wazianadalawoaednea NNz g NNWATNAANLNUTRIDIT UV

swiAsursUszinAlng

SWIAITNIHLE

UTENIAIARNBIZeT

UTHNEUN

USENnanNINg

va. AlasulueygrauszneugsiandnnindussannssanisnasusIn nie

N39ANINBIYHEIBYARS

a a

Usunifinannsndinlasunseanzsifeunielasunisenaialviinisgeelsln

SET

o a

U3ungagmaansgiunsUiieadunisdarheunistusan TneRansmiais

JunMsdusannfinsiniuazdameaign el ninld@sunisdusanldiansan

2 [V |

madnsIunsieuiunglulndnedegioruag

@ 9 9

vsEnlngimannsgwnstgdiiernunsdarinsunisiunsn lnefarsannia

1%
o

UM sdusInnfnsiaiuastameaign Mol nnldfaunisdusanldiansmn
madnsunsieiuiunnglulndnededionuaign

WUULHRYIIENITTDYANISLEREZIENANTNSNE

lunameanslunaszlonininannannsngane8egen1vna il wrannswen1n
UsTNAAMEATINANTAIAURANNSNELAZAAIARANNITNEINFIEAISANHWAUTELAN
AANNTNELANLAN (AUUN 6)

gnfn1szgnWslunsg1 Sz RRAINAIE1IN9N 5 WIng W faan JasIe §

o

3US89 3UB1TR HEANAA WIRAIUIAY LAILANIH

a

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 28



ATFNY A1aSue AN

“guddaa AWEZ0 18RI

derivatives” 1. guddoane derivatives Nlasuluayyinniangranednsedyyidee
GRNNADY
2. @wdgone derivatives FdnnsanuazliuinslanINNgREIEAIUTEINALRS
TA3UN1T8aNUIINARNIW

“Wiiie CIS” WiIB289Na9NuaLslaaE iR
1. AwIEaIuzaInasuIINfiagnelauIAUUIZNIARMENTINNSAAUARTG
NWIFEnANNMINIsIANISNaIwIINLNa AU lU nasnusInagauwi
fildsnedon nosusINaaINuUszANADIUW waznasuaIwy AR
2. WWIB2BINEINY CIS A9UTEINA

“YnIzezdn” Wugnsninuaaidisznilaiiv 270 Jukuusiuiisaniug

“B/E” pauantiw (Bill of Exchange)

“benchmark” AagInzainaew JulunziniossAusznauesnadniiniseunsaeg
191923191 HOARFBIAULEUIBNITAINUIBINDIT W

“CIS operator” YARARIHh
1. URL.ATNNHANIINAIERANNTNELAZARIARANNTNE W8
2. I MINNUINITAIANITNBIN CIS AeUTEINA

“concentration limit” gnsdmnsasuwimwineaanafiawlmdeluianisnamm

“counterparty limit” g01318IWNITRIN WA YN

“CRA” do1iuanawauAINULatia (Credit Rating Agency) AilASUAMNLARIBUAN
g1%n0w nuanfrwaliitwnisianzluvnanwin 5 dui 5

“credit derivatives” derivatives NRanwmuzilnn1stAioneemIHITBIAIMATARIDININEIRWI LHSUNTS
Uszinanaiesangdgrirenislugigdgygidndeniiomaninsgiuaing lne
Aa i enidiinssynwiazsasdiszduwldungdygrdndreniiofionia
wnn1seiNfinason1sd1ssnih (credit event) 2aanswgdunlasunisuszinaa
\Fe9 azlAsunanauLnwnIaR1s3INENEIMIUNSHATTEINRAINGT?

“credit event” wnseifineIdasiuAMaaasalunsdisznsnnfiszyludonnaseaensnes
nIoa

“credit rating” dusuANNULEatanInrinlag CRA Zaidun1suseinAnNaInNIsalwNSEse
AUATNATIEITHIDA YN

“currency risk” ANLEEIAW FX

“delta” ansUTauiBun1sUR el 8928931ANATIEITHIDNWLN AUSIAT underlying

FDIATIAITHIDAYY WAILANTEY

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 29



o Qs o
ATFINAN
“derivatives”

“derivatives on

organized exchange”

“discount rate”

113 DW i1

“foreign REIT”

3 FX”

“GMS”

“group limit”

“guarantor rating”

“international scale”
“investment grade”
“l0SCco”

“IPO”

“issue rating”
“issuer rating”
“market price”
“MF”

“MMF”

“national scale”

“NAV”

ANaSUNEANT
Y QU1 AD ARV

derivatives 717891 81%@1%&7‘?18?1'18 derivatives

ghnaIuanzaImanningnsansiansnanisasuiazldlunisAuinyarizes

PANNSWENIDATIF1TIH

ludAtyuansdnSaynus (Derivative Warrants )

cd o &

NOINIHANIDNDIDFINITHNTNENTARIAUATNNNHNIBAIUSTN AT

1%

noUszasAnantunsasnuluadonisansndnsalufanisiussnaugafancm

2
[ a o ¢ @

qen13answg Mok Tadnaensasnionasnona19zdnnilungluiun nias vse
Uaule

©

2a))

ansuantUABIwAI1619UT2INA (Foreign Exchange)

a 1 1

Uszimanguan)inimgausiilag (Greater Mekong Subregion) #alaur

9

a o

57198109N3ANYAT 815130530z BUlmeUszEauand assmsgursanan

a

o o

WHewans a1a1smIgaonnienisnnwin waza15193gUza Ul (Lan1sHuNa

a9

Y19T%)

gn31dIRNIRIAAIWINAIANGHAINTS Tngnisiidnsdaunisasuluusas

Uswnfeglungafianisanmuinsanii

o Y o

wauAN NI TDfegagHnszynRRlug w3 U0 3UTR HEANNE0 nI0g

a

AUzt

NIRIFIBNTTIRTN credit rating TuszAulfivSsuifisuszninelszing
credit rating Tuszaufianansoasmuls

International Organization of Securities Commissions
naasazeasEsRaUszagwmiuniaialuluasonsn (Initial Public Offering)
dusuAaiafozamannindnianingan
susuANNLdaiazesdaannsanInienduan

NAAIBINIIAIBAA

NBeNU3IIN (Mutual Fund)

NBgNWIINAIALIH (Money Market Fund)

NIRTFIWANSIAT credit rating Tuazdudildivieuifisunialulssng

YARIMNINETUGNT (Net Asset Value)

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas 30



o s o
ATFINN

“net exposure”

“Non-retail MF”

“notional amount”

“obligation”

“options”

“OTC derivatives”
“P/N”

“portfolio duration”
“product limit”
“PVD”

“regulated market”

“repou

“retail MF”
“reverse repo”

“SBL”

“securities lending”
L‘SET”
“share warrants”

“single entity limit”

A1aSue AN

yaAn1sasugnslunindduliindunisamulaeasmialnedoniiwnisamn
lunsansnsedyginitduansuunulaededeagiuninddn Faduualdnammd
AL NN R 1AW

'
o s

nasnwsINnAgiemheasmuninaandudamulssiandaitn fegnelsionu
209U32NAAMZNITHNITAAUARIAYBINAIENANNMTINITIANITNBIYHIINING
Hasnwiall nasyusiniagaeuiniildsiedges nasusisiagasmudszian

q010% WAZNBINUBEIBYARAR
NAANBTNAUA QY1284 derivatives

UITLANULAZANWUSADINSNEAUNTOANAIATN credit derivatives 81989819
(obligation category & obligation characteristics)

2
a as =1

InAanwaeay (3) 20efienn “doizengalcmi” Tuaine 3 ure

[ A

Qe

%
o =1

323120 RA YYD A8 EWANT W.A. 2546

=

derivatives %a%amwanﬂuﬁ%ama derivatives

Aaae 171 (Promissory Note)

mqm%waw%’wﬁﬁuﬁamu ZslsannnsAwinAImNNIATFIREING
é’mwdmmsam%ﬁﬁwmmmuﬂszmm%’wﬁﬁu

namuﬁﬁamgw%w (Provident Fund)

AudnatsiidndainienisdeansszninedAialviinnisasaifesesdeanens

a

815521I9ARle SIAnalWiayasie 9 AfeIAuRsIaTww Inerwdna19AINEa17

2gn181AN1SAIAUALAZEINIINTTHS BNHIBIUATIARINTAAURUARTBIANNITNE

WIDATIFNTNHANBULTI WAL INUARANNTNE

ganssnmselnefidayay1Zemn (repurchase agreement)gsnssnnisanelmed

Y ZeA (repurchase agreement)

nagWIINNaEaINuNa Ly (retail Mutual Fund)

o o

Q'iﬂi’ia\lﬂ’li%atﬂﬂﬂ N8R (reverse repurchase agreement)

s o o

gsfianannsngussinniianisnisBauazliBanannsig (Securities Borrowing

and Lending)
§INTINMSIABIRANNSHE

AANAVANNSNELAIUTZINAINe

'
ad [

ludAtuansdnsnasdorn

Y

gH318IUNITAINUNAIMIME T B NNINIRUnI oAty

@
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1

ATFNY A1aSue AN

“SIP” Specific Investment Products
“SN” RINE1INHA YD A18829n LY (Structured Note)
“sovereign rating” suAUANMNBIZaliaszAuUTzATasUssnANdaanaasianned Faduwnis

Uszifinanafeslunisianadnszniaasguiazesussinmnn

“TBMA” ANIANAAIARSIESHINg (Thai Bond Market Association)

“TSFC” ua. nlasuluayiadsznaugsianannsngusziannisivimdaiiagsia

NANNIWg (Securities Finance Corporation) ATNNAWNIEINAIBHANNINELAE

AATARANTNINE
“TSR” Tuwansdnslunsteudiinyuiilowdnsls (Transferable Subscription Right)
“underlying” A1 FIwUs HIEVANNINEE1989
“WFE” World Federation of Exchanges
“ngunans” vsenlngjuazuisndasmunnagiwnistndfanainiydimwaliiari
N13HIIN

. ¥ Uszian LLazmqﬂuaafﬂsamséi’mmsnammm .

9.

- dalassnsdnns (Ine) : nesmwlae asasniaalszinAeMA) ¥nenegamustetes
. Falasenisinnis (89nQw) : K Foreign Fixed Income 6MAJ Fund Not for Retail Investors
.Hadla 1 KFFEMAJ-AI

-Uszunlasenis : nasnwde

_Uszanmsnneg © eRsadien

. MairwaeglATInIg ¢ Avue

- 01glAsens - U6 biow - T

- 91glAs9N1sieiud (nsdifmuaeigdudoam)

Foula (a1glAsanTs) :

Uszaoe 6 taawlaglasinnin 5 tAaw 10 4 wazlafin 6 WHaw 20 1 WUIINIWIAINNTUNFITENT

ANEZNINNTS N.8.6.5Uaanzileunamsndiulnwnasnusin

naanwlaLA AI181INUANYTHNABMAS Hnz e us1eeas
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Sowladn 9 : USEnIRNTAIRANETINsIUREBLUasTEzIa LR I8 IE NI M SLAUD I BNIE AR
usn wiagAntairwazeuazAwiuliiugdidoniaeacmu niaidnnasu lunsdfifinmgnsalodnomi
agslandonansagrsnasialui

(1) vs¥ndanisinnsaniininlisnansaamuielildnansuunuiinanzan nissnnizaaiafing
Wagnulas nielamansaviasasiiozamuniaiudslild vieaaiwnisainisasulaimanzas 1w Az
paIALAZLATEgANAMNEWRIN niaiamansalliung uwashtianheasmuanaldlasunanauununia
snsfszanansly

(2) a"mmwmaamﬂmwmmLﬂ%ﬂﬂﬁﬂﬂ%’ﬂﬁﬂlﬁﬁﬁﬂ’h 500 A1%UIN WATUSHNIANTITRINT AW
Tigansaasuielilinansuunmuiimanzsamiomasnniivszannnsly
TunsdififdnmsdswudasdnlafinsznusanisasmuassnasmuiitiiiuwasmuluammuluaisUszna dw n1s
Waswudasngszifeusng rfiieadasiunisasulussmainaspudrluamu uaz m3osnasnsiieaiu
nsd1seaiuululszing waz/mioimgmsnidula feerafinansznurilvnesmuliaansaulasmiiunamm
nduniuanaiuuinls niomgnisaiaulaivihlinasulianansaiiuwnduidanluwlssmelanneluing
nasyuAsuinumnaglasins Ssanavinlvnasyuiianglassnsainnitfidmuald ek uisndamszasem
AndfazRansnindnasusnionaUszleniflasuaniuamuaasnemusonannluamuselunsndan
#19 wieluguuuudnlailadniulsznmadiinanuwanznsssns n.a.adeussleuigegnaasgioniog
aavuaBINaew lasusunianisazudsliioniienaulaenan

Y]

1.10. anwaizlAsonis © nasyusIniavenegaeuniildsiedosuasgiiinanuge

1.11. dnwmznIstawaane © Lawazieluning

2, ﬁ‘hu'aulﬁuvgmlaafﬂion'lsﬁ'mminaanuiw ga&hﬁmsﬂ’i’ U UsgLan 51A1229NUILAINUNLAUD

218
2.1. $1uamdunueaslAsenis © 10,000,000,000.00 UM

2.2. \ouly (Swnwiuyuzaclasnis) :
wnluszezaaweIenbIgaiwiinisssdaniieamwiuyaAninvnindiwiwdunuadasinis usun
Jansanaiindwinduzaslasinislasniaiv 1,500 aruuimnseRadudiwiuniieasuiiinzule
Wit 150 awnIY

2.3. yaA1Mns1lifanuIe : 10.0000 UIN

2.4. IIWIKNKILAIYH : 1,000,000,000.0000 1ith3e

2.5. T1ANZDINUILAINUTLAKBZIEATILIN  10.0000 UM

& o -1 &
2.6. HARYWFAABINITHITAAIILIA . 1,000,000.00 UM
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o

2.7. yaA1gus1209n15aeZansean Y ; laldinue
2.8. YAANIUAIIDINITAIA LA ©

2.9. IIWIKNIILAIBAUAIZBINITAIZEA :

a &

2.10. gaAmwIasnwALrialwlnydaus

[y
g o

2.11. Srwanuriigasnuasnae ludndauwd :
2.12. 9188z 8ALNNIAN

3. ingUszaoAzaclAsINIsIANIsNaeNUsIH YlAnainusIn Ussiannasnusin wlauignisasnu
anwazdivay nsasnulusisuszma msasuludyyidevigsioni Ussanuazdnsidaunisamu

Tunannswensanswaaudu ﬁ%amimmanua‘[m%%ﬁuﬁ%amu :

s o
3.1. ?mqﬂizﬂﬁﬂ‘ﬂ@ﬂlﬂ’iﬂﬂ’ﬁ .

'
d 1 o

lassnsfiinguazasAiionauauasdasuifldsnedosuazdfiSuamugingenimanauunuinasuaz sy

9

3naanUeaInnsasnuluas a1 luuazasussing
3.2. Uszannaenuanauleuienasni | asa1sni
3.3. UZIANNaIhATNAN B RLAY |

3.4. UszLAnn13aeuann1saeuluUssnAuazsnsUssind ¢ naeusaafiiuwaswuuiinades
AN9USEINA

uazfinleueannsatasinanafssaindnsuanfsnnimuaniiog

(Y=

3.5. wlaunen1sgin (d1d) :

CY)

(%

lunsdnnisnasnu usEndanisanagindunsarigsnssunseelaefidygigoAuluwinnasusialenia

5

v
o

VAN 19812 LazIBNITNAMENTINAIT N.8.6. NIDAINNIIWANZNTINNTT N.8.6. UTTNIARINA 1199

VI UNBUSTANINARDIZBINDINUTIN

3.6. N3AIN UL ZoY18a9MiN (Derivatives) & 8974

9
=1 ]

3.6.1 nQUszaIAzaIN1TAIN LA B8 1M | M13ARARINLEEY (Hedging)

@

3.7. MsasnuluasasAdyyidaaneaisniuls (Structured Note) © laasnw
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3.8. NAYNSNI5UINIINBIN® (Management Style) : HnagNsn13a91uATILFET (buy-and-hold)

2
- v

3.9. AI¥IR/81989 (Benchmark) :
Talfl \Ha9annaenuiin1susnIsdnNITUUL buy-and-hold e lHlsanauunuiAIaniinnszezad

o o s

ANAWA 5\1"[,34':51L?;lmi”mm%auLﬁﬂuNamsﬁ'lLﬁummaaﬂam%num%m

3.10. ANWMENIIILHARDULIHIDINEINY © Teranauwnwwuulidudan

3.11. 3']ElﬂzLﬁElﬂLﬁEI’JﬁJU%IEJ‘UWﬂﬂqiaﬁn%LLa$ﬁJﬂHm$ﬂLﬂ‘H’ :

NadNWIIN buy-and-hold

S1UALLDYALNNLAN :

K [k 1

nasnuazaswluanslszinalaaadeluseulundlaitosniisoss: 80 sasyarminddugnieasnaw lae
fiulsurehazasulunannindnionsndinswduniaierdosiuanaisudemifiianazalusislszine
uwasnsadudinluantunsdusnedssna

[%

dmsunisasululszind naswazasulunannsnaniawazgluuszna laun Sudin as1anamienisse

'
o

LAZATIHITUAINIL SINNIRANNINE WIanSNERWEW nian13rnenaalaeisduwilidnnangnane n.a.6.

nasnuataasuludyyIdezeairinlaedinguszasmiianisdasiuansiies (Hedging) 1o lneludan
gavansaniUien nasnuazdasiuanmiessiudnswaniddeunidiwiw adnelsina nasnuazlaiamm

TwasansnAanwuzaeedym1dea18a299% e (Structured Notes)

o o g

nasnuazikuasnuluasasrindsuauanaideioagluduauniainnsnasmuls (Investment Grade)

o 1 ' '
a a4 o 1d

ag9lsiid nasyuensasnulunsasnindsuauanaideliosininnainisaasuls (Non - Investment
grade) an1zN3EAnTIEsHkunlEsUNITIRUAUAIINELEaRa A n1saaenls (Investment grade)

YULTINDIN WA UL
Nt NMIAIWINUERTITIBATNITIANT l5anbedraannsaalui
(n) F3zndnesanisasmu BedszeziiaiUszanm 30 JuiuuAiunaanziionnasnsngdn uaz

(2) drenawdnlasenis dedszesianuszinm 30 Tn

3.12. 91gasdean1 e wlua19UszIneA

aaulusnslszmalaeisluseulvndladiesndisoeas 80 vasyarmsndiugnszasnasmu
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3.13. Usslangasnanningnionsngdnan wianisninenualaeisouniazasmm :

'
o

3.13.1. Uszsianaaemanniwdnionsndadndn niomamnenualaeisauiazamululszing ;
uSemInmsazasuniauasmiUszleaiiawnizainnanning nindaudn niomasnualasisauadniln
pe1nihinIanangag1imnAiuTzNARMENTINANG N.8.5. W3aUsENARIINUAMENTINNTT N.A.A. TnuA
soralush Liuuslunsdifinaiznssans n.a.andedminawanznssunis n.a.e. anafureunsed

UsznAwn lans ol A NUSELANAS 0 A NWMEIaInanNNINEnSansSnaaunsan1sviinannalaeisaw

faufl 1 : #5781 TS (transferable securities)
1. 591813 TS vaneAnsd1 asaanenadula 9 wanmiionnnindduludinineasda 3.13.1 dfl
AnaNURIRanInaTITiATUIN Aol

1.1 lafidaimuaniatonlafivinlvigamuinnssgniusnnniiyadiuaomuluasans

1.2 ssnsniAendold (sanfonsdiidn B/E nio P/N AfTenlavnAensiousnosuldafinnis

%

Tinssulanandidensadunsiansldmaisnisfingnaneiinun niafitanlalvnosmuasnsameding
28NAINHTL6)

1.3 ffoyaifisaiuasasiignassasudinuazfinisusuugediuwlszsiodnoasiiase dousdninns
mmsmL?ﬁ5\11@”1,71'@%'1mUixﬂaumiﬁmimﬁmﬁu‘hamﬂﬁadwaaﬁluﬁm wazfidayasAfiasiouyan
gREIIN Tnedayaninansasssdennnunasdayaideiieladednramananiznsswduiisansuluszsu
dna
2. puaNTRLAznaNINaeilunsaIBIRTIETRANENIINT inueluda 1.

2.1 ‘L%nirﬁﬁlﬁumiamﬂu B/E %38 P/N fisanasnansaananafiadisznitniss B/E wia P/N fondna
ﬁaaﬁmi'%'uaﬁ'aw%a%’maﬂmaqﬂﬂaﬁaﬁ

2.1.1 SW. UJ. %38 UA. MINNYNNIEIEI8INAan1URN1E

2.1.2 SWIANIDONEY

2.1.3 SWIAISIANTHIATIEH

2.1.4 SWIAISNINITNWATLAZANNIINITNYAT

2.1.5 SWIAITNAIKIIEHAWIANALALIWIREDNLAIUTEIA N
2.1.6 swimsiianisdiesnuazsinduislszinalng

2.1.7 swimsdaanurslszindlng

2.1.8 @a1wN19EWANUIHNANHAN W INTWa L AEINURSUHINeIN 2.1.1 - 2.1.7

Nt N13917aNn3aN193UTBIAINE1IRBI TR TaNIENT5SUTEEEIINBnSapanAY NeaIwInsINTIRanie
(&) mwdiszylilu B/E 38 P/N siag

2 : nIndaudszLannidae cis
pofin A nUBUAZARNINAITIWNITAIN WG

AT uﬂﬂwﬁmsaanagmﬂ‘lﬁ'ﬁbﬁu ngnag lne

o

1. nstiluniae CIs

1.1 fauantuazfulumananinasilunsasmwdwieiiudaimuadinsunmans s Tudmd 1 4o
1.1 98 1.2 unzdn 1.3

1.2 lunsdifinaanuluamulumiie CIs gasnasmwsn nammusmaina1adasiulauianisasmusii

(laldiunisamuluniiag cis asnasmusasmesAfiasyulumasdiun)
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=<

1.2.1 finsasmulunsnddudoulszinnuazafiafieriufinasguanansnasuls

1.2.2 fAinsasulunsnddwiloldisAmmmudndan (pro rata) wdalanaidwlumandninos
single entity limit ?la\‘iﬂam%ﬁfu

1.2.3 ﬁmiammﬂw%’wETamﬁa"lﬁ’ﬁ%ﬁﬂmmmwﬁ’mhu (pro rata) uaalaaalnlumananinus
product limit dnsunsndauin sip ﬂaanamuﬁfu

1.2.4 finsasyulu derivatives Miwlunananinami global exposure limit 284n8Y I
2. nadduniiie cIs wanimfieanniidrualudiud 2 9o 1

2.1 fAnaantBwazsulumamaninasilunisamwdwigiiudaimuadmiunmas TS ludmi 1 9

1.1 98 1.2 uaz?ad 1.3

2.2 3anziiandazneln SET

daudi 3 : NIwFFUUsTIANS U NS aRsIEIsI B UINEREN
Faaduiudnnionsasifieurinudinzeegsudnsoit

1. 8W. V9. ¥38 UA MINNVNIEINAIEGIAIHA1TUNTEH

. GWIANTDANE®

. BWIAITOIAITHILATIZHA

. BWIASABNISNASLAZENNTAIN SN YRS

. usTdnRAIAsasimEatiatande

. FWIANTNAIBIAINAIMIANAILAZ IR A a NUHIU SN A LNe
. swimsiiianisdeeanuazindiudsUszmalne

. 5WIA1sBFa NS AINe

© 0o N O O » w N

. #071UWN15SnIENINUTEIANUSEnA Inednaandn

10. #01UWNN5HUANNUSTINANR AN WMz uaReInUEsURINaINDD 1. - 9.

saudi 4 : gsnssuUszannistalnedisyaiziefu (reverse repo)

a

o =, o co &
N1589N Wl reverse repo siaaidulumananinaaisan

[V
o v dd

1. gany) saaduiifiyparasidnanansad

a

Unadtaln reverse repo lannngraielne
1.1 8N,

1.2 Ud.

1.3 UA.

1.4 Ua.

1.5 USunUsennae

1.6 65U

1.7 nam%%luv_gl

1.8 HiyARSARNgNIIEIRNZIAAIIW

1.9 8I%319N19UALIFIAMAININNLNNIEINAIHITN1TIUUTENI0

a

2. 5187150 M81N1910 reverse repo HBILIWASIHITAI
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2.1 A5181501A3g INeuazas1a15NIAsga1sUsznA Inansdiliuasaisniaiganesszinesacd credit

rating aﬁuisluﬁl%ﬁu investment grade

[
o

2.2 B/E P/N Un3dun viseviugazesdi 71 oW, U9, nIasu1msningnangianizannazn |

[

Unfn1se
gy Fadongrondalaifin 1 1
2.3 B/E w30 P/N #i TsFC \ugoan fifidmuaiuldisumusalaiin 270 Jusituusiuaansa uasfusafi
fornualdidwdonoansaifiolaifin
2.4 B/E w30 P/N fifio1glalifin 00 SwiuusiTufiaan ol credit rating agnslnaganibosiosh
2.4.1 § issue rating Y138 issuer rating aﬂi%ﬁ%ﬁuu‘iﬂ Imaﬂifﬁﬁﬂ% issuer rating Ao credit
rating A1AHN9INNT59A credit rating S8z dWwAe
2.4.2 § guarantor rating agﬂ%é’%ﬁu investment grade

a [

2.5 pyransridefiongaandaldifiv 1 U fzunsidenlunaindeziensiaisni nsenddayasian

a [ o

widatawasa1989lazesin 15 UnneAaa1515MY% LAEASIE1THRAINA1IRDIE credit rating aenslAaENINIte

=t
3°0e

2.5.1 § credit rating szzawag 1 2 SWAULIN 30 credit rating szezefiisulAed ANy credit
rating 528SAWAINA1IATNN CRA lawUSauiiauld

2.5.2 § credit rating 5z8z8110¢l14 3 SWAULSN

o ' '
o dd v o

2.6 as1asuhdedongaaninldiin 1 iRenidunzidenlunainfonnensnanmi nienfideyasiani

q

a [ o

widatawaza1989lAZesin 15 UnneAaa1515MY% LAEASIE1THRAINE1IRBIE credit rating aenslABEN IRk

&
%

=t

2.6.1 # credit rating szazawag 1 3 SWAULIN M30 credit rating szezefiisulAea ANy credit
rating 528SAWAINA1IATNN CRA lawUSauiiauld
2.6.2 # credit rating 5x8z8170¢l14 4 BWAULSN

2.7 NSNEABIWATNNAIBNITBAMUSNTINATT N.A.0. ATABALNNLEN

3. 52821I81N155UFN52 kY09 reverse repo FadlHLAY 90 T

o

4. garinuaniiaifiniusundanissasl JuRdmiunisasnul reverse repo

4.1 saslddygrnasguanfinimwalag TBMA n3a TSFC

o

4.2 MaBnannsnegrsans1ansngaluanensalonsa LIRwALIIAN YNSRI
4.2.1 \Jun1sa1evsalaunindanInwaly reverse repo AINE1?

4.2.2 1 Ywn1521857H repo MUWUAINUTZNIAAMENTINAISAINUASNNSNELAZARIANANNSWE

v

Ieenaninu Wenls uazisnislunisgiainluwingainasmusinuaznisnanissyniuuinsndiuae

NBINHIIN

4.3 yaA1PRInANNINENIanI1815NTe o IwSnAudyg) seelyarnduluainannisnisAiwinma
BN19R 9%
YAA2BINANNIWENTDRTIT15ITaNINATY (591A188 x (1 + discount rate))

o
ar

n9it 51188 = s1AriinaenwdsElvlngaygdndeniaduardanannswegnsansiaisnis
reverse repo

s a

4.4 MImsIyaRNasRaNNSNEnSana13Nde o §win TRiTunluaananinueing
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4.4.1 YARIIAIRANNINENIDATIA1NTONINNTY (§8F1T reverse repo x (1 + discount rate))

4.4.2 unstifyarmanningnsonsiansnge m awin lluluaaaunisle 4.4.1 vSdndanis

1o

soasenlvadgilownssndnsludu wionannswdniansnarsiainnsaldlunisvii reverse repo Tiln

[ |

nasnu Wi liyar1sINgamannsnansansa1sizewaznsngauilounnanaindulumaisnisaonans
melwininsananiwiyarnannsndnionsiansndeanasninaanistuge 4.4.1 Likusdwnstininde
4.4.3

4.4.3 Twn3lNNAANSANENATITIHID 4.4.1 LERINATIYARZBIRENNINENSOATIENTNTD 0 Hu

K% ]

I fyarAsiaandngam reverse repo x (1 + discount rate) Wi TwInlaitin 5 81U n3alaiin 5% 29

al

2
=1 (% |

1A% WALATIWIBIALLAINIT wazn1sirwatasRina 1 liludygndslaniinwalnefiatsauitelade

ANLEEP89ARIN (counterparty risk) Wa2 USHNAANTS azlaAinn1snn 4.4.2 Als

CY o o

o
] [

4.5 N1SAIWIINARAT reverse repo AINTD 4.4 TRAIWIUAIH

al

4.5.1 AMwinansAdesinnunaUszlegiiinasuilasuain reverse repo audioiuidns

AWM

o

4.5.2 AwIMUNI83INTIN NI0AMINTINTUEBAFNTYBY reverse repo )NgINTINANBIYWHDE

a o

vy eeInwuazddaanasiinualdisasadiAudsnaIngInssNlagInssnnia nnannswe

o oo

w3an1aINdansansngauilonnunds 4.4.2 (61§ gaegnsandiinain reverse repo 31815816
4.6 discount rate finTlglwnsAwIn saaduwnsiruatinlaesieisadeanudesaosgdygn

VANNINE BIaATIF15NTaLE

saudi 5 : gsnssnUszannsIiBanannswe (securities lending)

I o &

posduluniananinarilunisasmusan

U a o o

1. gy roedadnndntheniteduglasuluaygialvlsznavgsfanannsnglssianianisnisdauaz

o a q

TWBamannswe (Securities Borrowing and Lending: SBL) Tnelunsdifigdmnsonaiinazrinnislugiue
sunurasgin fEasdaaduyanassiiiansnsnusznaugsiandasiinianslamangnanelne

1.1 glasuluaygnusznaugsiia SBL

1.2 5Un.

1.3 namu%luvj

1.4 swimsienisiiduasnsdsenurisszinalng

1.5 GN.

1.6 UN.

1.7 Ua.

1.8 UT¥nUseiudin

1.9 nesnuaIsYyAARTYaANSNERuTD R wLAazTIBaus 1 d1uundly

1.10 nasuiIwmtat w1183

s °

1.11 AAYARRIBAINNA NI WA BALNNLEHN

2. nannsnaniven seadunanningnadluszuusudinnanninduasgudsudinnanning nonannswen

sUN. i uwienzideunannsne
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3. NN9INIRIBLSENHANYILNH USUNIANISABIALRWNISAIH

3.1 AudwmsliimanmiesennanussinanngBaioDulse dunsldandnning Tnedoadn
nanUsEiumath
3.1.1 Wndn
3.1.2 A31815MASE Ine
3.1.3 B/E P/N Wmsiiusn nioriugazezan 7l ow. va. wieswiansfifingnansiamizdnnaduin
HHANSZHNNI
3.1.4 B/E w38 P/N 71 TSFC {ugaen ffismuwaiuldiGunasilaiiin 270 Sukuusineansauas
Dusrfidefvualditwidonuaundadalaifiv
3.1.5 B/E n30 P/N fifionglaitAin 90 Swtuusiufioan 9 credit rating agnslnognanibosiodh
3.1.5.1 fl issue rating W38 issuer rating agluduauusn Inensdifidu issuer rating fag
T credit rating AlAN191NNN9R credit rating Szezawe a8
3.1.5.2 § guarantor rating agisluﬁl%ﬁu investment grade
3.1.6 m'lﬂ']‘iwﬁﬁﬁ credit rating ag:iuﬁuﬁu investment grade

[

3.1.7 windormusziud sn. Hugoanliuninemmiaulaziunsiunanningliuinasm
3.1.8 ¥iuaanzifienln SET AfiTedeagludni SET50 vioh Tunsdifinasyulaifiuloutenisasmu
Tuns1ansnu nasuazsunanussiunnailals
3.1.9 NHILAIHIBINBINHBIINAAIANK (Money Market Fund: MMF)
3.2 sudunslinasmuiinssndnindonsaunsamantssiumuda 3.1 niasfinialneisindesd
ual¥u3endnn1saansatsAudszniionannanyssAusonanlalaewdn
3.3 isinansziumada 3.1 Anesyufinssndns Wlaundamedanderilvlasansatoduams
nanUsziuswld Lwuddunsisdudissnitmadonanadugsnssunslidananning wwe
3.4 FsoyaRAMENUsE % o Swih anndmSemindu 100% BaayaAmaNNSHERTHEN

a

3.5 lunsdfindnuszimBwinan Tiiduaasonanluamulasinilunsndawsod
3.5.1 1¥wenln ow. wiaowIAIsTifingrnaneaNIZTARIE
3.5.2 Unsiiuennda P/N fath
3.5.2.1 UnaiSuen w3e P/N 91 ow. vs. nioswiAmsifingnaneianiz el wgs
ATTHNN

'
dd o a

3.5.2.2 P/N #i TSFC 1Wugaan Afiimuainldiduaianalaifin 270 Juiuusikoans’

+
o

wazlusafidoimualdiGmdenoaniodiolaifin
3.5.2.3 P/N fiflanglaifin 00 Fuiuusiuiaan dofl credit rating oenanihsasndladadh
3.5.2.3.1 H issue rating 1138 issuer rating agiﬁlua"uﬁumn ‘[maﬂ‘iiﬁ‘ﬁf‘ﬂ% issuer
rating ABLUn credit rating ﬁlﬁ’mmnmﬁﬂ credit rating ‘iza:é‘?%ﬁw
3.5.2.3.2 § guarantor rating aﬂi%é’%ﬁ’u investment grade
3.5.3 A31815MA3g N

3.5.4 reverse repo 81MSUAIIAIINIASY N
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4. anwazuazanszaAasay IMiddnuAfanwusLazase AL 2898 AINUSEAAEIHENI%

AMEZNIINASAIAURANNINELAZAANARANNSNEINFeda i rwaieInUTTULNY dadnuazlvis

wannswauaznandsznulugsnssnnsdauazlidanannsng

d2UM 6 : §3N3INUTLLAN derivatives muwé’mnmﬁmsmnuﬁeﬁ

[

Ynade Aol underlying adslnatnanihmIaviane

L)

1. UY52LA0 underlying derivatives ﬁﬂa\m%%my%

E95 94

1.1 nindanfinasyuansnsaasulaludiui 1-5

1.2 sasmenile

1.3 SasuanUaenwi

1.4 \ASAR L% credit rating %38 credit event U6

1.5 safhSwie sadnfasrusznaudiuiuwaniosaudsnin 1.1 - 1.4 wia 1.7

1.6 saRffiosRUsznoufluaafiain 1.5

1.7 underlying BWATNAGIRNITHEAWALRNLAN

T4n36i7t derivatives 81959RUS1AN28Y underlying 319674 '5'1m‘ﬁa”wﬁaﬁan&i’nﬁamﬂmwmﬁwu‘”u (spot
price) v3as1AA U FozEaMIN (futures price) Wt 119% T1AN289 underlying Buii Ll Az vie

underlying NiiuasAUsznavzasRafanInad Aasluigansuagtonieazsdameliadaunsnaiesie

2. Wanlansasnu vsENdANIsazALAuN1saKlY derivatives lagaLle
2.1 nadinasnusanlaszyfieanunisasyulu derivatives waz underlying 289 derivatives Mlazasyulingne

FaanluwlAsinig

a

@, o @ | o ) ) 1 ' & -1
2.2 1 Unnsidnlnadyl derivatives agslaaenanitonsih

2.2.1 derivatives on organized exchange

U

d @ . . a1 e a1 2 da
2.2.2 N3t OTC derivatives Tuwlszindlneg sasfadygidndieniodn ow. swiAsna

=) a &

NHANILLANIZIRFIAY AILNWZDANE derivatives KIDKAT derivatives

a

2.3 lunsdifiszdasdinisdnssnitarenisdonauiueiiie derivatives Augaas BwAruusanTunswadui

vy
v o 4o @

nasnuannsaasnuls noi lddnasuazlugfiandsunaunsafindndinauiuaruuina

a

3. NANLNUTLNNLANNTA underlying LA

2
[ | (£

1unseiN derivatives & underlying L UwAZHAINED 1.5 — 1.6 AERAING1IFDINANWULAI
3.1 \Uwusiginfinisimuaisnisiwindiogednan Inefnisssyunaidoyazas underlying nsadade

619 7 fidkanldlunisawin wazdinisAwinarilaludagiumannumanzaazaseshusznaudanzd

[
o

149% underlying n3atad8RInaNA9sN1SATaRlIAINEN1IzAARad T uEasEATe

o

3.2 Wueaindanwmuzadnolaag1evihni

@ oo ddda o

3.2.1 aaRnAn1Inszanemadaiiewe ladurainidnuzladnuwmenimna

o
Y

3.2.1.1 AAHNaIAUSENaULAAZAINIRRNKEENITNIBYINAY 20% 2BIWIABNNINNA
3.2.1.2 AEHNaIAUIZNBUALARIV TN NITNIRENINNTBININY 35% 2DIUIATINTIIVINA

Tunsaindwluamananiizaain lnsasrlsznauaidnaasliinmn laiivans1niinwalugs 3.2.1.1
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NMTRINTWININTEETRENAINGD 3.2.1.1 wasde 3.2.1.2 Lianieeiusznaud
\Rendasiunasdmsedniuiuanfiansm
3.2.2 fafidulauanainds 3.2.1 Milulusmatonlaasudiusoil
3.2.2.1 WwaniififesiUszneuliuwnnansndodygiiinesuaansaasmuldlngnse
3.2.2.2 LABAIWINTUAIHINARFI (pro rata) LaRewniiinesnuammwluasanTmie
Tuinlneasousalauadwlunananina single entity limit ‘zlaﬂﬂamuf:fu
3.3 Wuszititlasunsimwlaeaatuianaiidedowssviminildagedaszainusvndnnis vt
winusingiraardusenannduwusunluiaiozasuiundnnis vseninnsnedalviainsn1sdasibany
FnudintonalszlagioenefiuszAnsnineae
3.4 finsuansRaiing 1 agndefionulszigniwihnisimdefinsiauedayasgneiungnisod
3.5 lunsdifwszfiiwie saisnadesiwmnlaeldundidayasiofeninmenuramisns
s1en1srasUssmAlnenIascUssmne niemwinanTA ARAIuazUSNSHiuSENdan1s uandlfnledn
ABMsAmwIBIg NI AT RAINaIEINsnAziaue AT W laa g razEN

] o

4. AANNUTINSIAIARNSNEI RN EsWaRDN15E152rhAINATSEHNN (cover rule)

USUNIAN159zIR IR ANSHERUuzasnasunfinuwuazfidnwadadludnwiniiisanesianissinasueia

q

ARIdNTERIAINTDANAILND derivatives AugRadlInaamALIAINLARINKIY derivatives T wazinlUunINT

q q

FNBNIIBANSATINATG N.8.6. NAKR

5. nanNMTiNANA1MTUNTaINWNRIngUsEaIALlNan1TanANNLEed

9

Tunsdlnusuninnsasnulu derivatives 7 underlying lalldfasieanunsnddunazannnnaiiios n1sasmwuly

derivatives AINA1IABITWIUAINNFIINIIBAMENTINATT N.8.6. ATVILA

6. NANLNUTIANLANEIMSUN1389Y) w1 OTC derivatives

USUNIANTT FADIIRLYNaDANAIlH OTC derivatives A%

1o a

6.1 lviRanyydndhenitoAminuazudiyargRossnges derivatives TAUSENIANIINIIUNNTUA 15

Y] al

'
1 ] [ @

waziugavineaasunaziion o lunsdininaonarnluinngariinisaasudundanis TAwInuazud

9

a

yargfisssneluiniinisdaly

a 9 [N

6.2 lunstiifinmen1sindenanssnusiasIAI2e9 derivatives aesfined Aty IHEdyy dndeni

ATWISLASUTIYAREREIINDY derivatives TH USUNIANITNIIUTIWA

a

a

6.3 gagndndienidusanliinisansgiue derivatives Lia uSundanssasaels

tY o

a ) a

7. nannasiisBndnsunsidntuasyails credit derivatives

a [

USENIANIs sesufuRnadanlanad

s

7.1 W UnAd gl credit derivatives alan1ziNaN158AATNLTBILTY
Teyeulaianie credit derivatives Niflanwaizaa9gInssnnsaifieulAesiugInssnag1onis

7.2 1@ 1UnA

ae191le F9%h

'
o

7.2.1 Credit Default Swap : @slsiuA n1smNaslngIveydoUszAwAN N R IwATARTLAEgReAY

afeglugweganedssin

a9 a

ANAINTSALWNN5EN52ARATH obligation 209EKNWWATN obligation 1w LAEART

@
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AnaesfinnszyniuiazsadissSumndannasdoussiuanaieadiaiia credit event Zulngasfinali
dannasdeuszinanaidsinsuituaiud (lunsdilaifin credit event dannasaziugaluinasuimun
AINUNG ) b Tadn obligation 9#LNe93518N15L51E7 (Single Name Credit Default Swap) %38 obligation &
naneen1seinualianelssiwanmiesfininfidissniliioia credit event Iuiy obligation 18113
Tasnenanfiafiuaneusn (First to Default Swap) 3aifiaifin credit event Zuriy obligation 318151AT IS
nislwnga obligation Fiazfnisdnszsmimanizludimosduningsenn uidannasazasuimuaie
LR credit event %%ﬁ"u obligation nﬂ‘i']‘c’lﬂ’lﬂ%ﬂ@:a»l (Proportionate Credit Default Swap)

7.2.2 Total Rate of Return Swap : Z¢laun mimnaa‘lugms;j%aﬂ's:h”um'lmﬁawaaﬁuw%’ws‘f

g9defiinannn1sanazasnanauwnuiazlasuanfunindanede InegaieussAvanuidesinnszynwui

0
a o w =1

wdneuanauunwludnrsiiviadnsaasmafisrdeiudnsmanitesafiazanasis uazdmiianas (d5)
A8yARgRoTINABIAwNSNES980 ilauaniunIsiigeuszinanadssalownanouunuuazdiuiiiiagm
(f17) wosyargRsTInaasdunIndsndelniuganeyssiwanandes aunineziin credit event WiaATU
Avwada (nsailaifia credit event)

7.3 ﬁaﬂﬁ”ﬁ’aﬁyﬂmmﬁmmwﬁﬁmm‘[ma International Swaps and Derivatives Association (ISDA) %38

do o v o o

TUEUINIATFIBAUATNNF1RNITWAMENTINNIG N.A.6. 8ONTU DNIDANAINHANWULAIL

o

Y s

7.3.1 fualdvsrulaninngrane wazlidansaudinungraneinmenanninauaznainnanning
NIDNHANIED

7.3.2 ldfidaimuaivinlvansAdinuwalilunsiarsniiniedynidesearering credit

'
a

derivatives tina198aHaNdelU

°

7.3.3 ldfidardmualvinasnusiasaaldanademelvingdygn

'
o

3.13.2. UszLanzaananningnionsnddudn nion1sninenualne3saniiazamuluaeUszine

USunIRNszaswnsansniUsslegiianizannnannsng niwdiudu nsemeenualagisiuadisle
p819niInsarangag1InINNUSENIARMEZNSINAIS N.8.6. ¥IUSTNIAGIRNINTWANENTINAIT N.8.6. ANHWA
AR LU LIWWATWNSNNAMENTINAS N.8.5.9308 1N IWANZNTINNTT N.8.6. IHANNRRIaUNSa s

UsznAwn lanS ol A NUSELANAS 0 a NW M IaInanNINEnSansSnaaunsan1sviinannalnedsaw

a o [ ' [

mnUunsasuluasansniedygi luaeUsznd asa1snsedugnina1Isssauezieniadvnisyin

IR}

[~

Ay luwlszimanfimhenuiinuguasiuwnannswduazaarananningnduwanidnaadgass 10SCO nIafn

' v
o o o

An1sgeanslunaingaanenannsnga1ussmANTnan1dnaas WFE #3aidlwmas1a15209uSunnanaiuas

LEwa2e 1 GMS

faufl 1 : #5781 TS (transferable securities)
1. 591813 TS vaneAnsd1 asaanenadula 9 wanmiiannnindduludinineasda 3.13.2 dfl
AnaNURIRAnINaTITiATUIN Aol

1.1 lafidaimuaviaSanlafivinlvigamuiinnssgniwsnnniiyadiuaomuluasians

1.2 gwnsniAendelsd (sanfonsdiidn B/E nio P/N AfGenlavuiAensiousnosuldaifinnis

@

Tafinssulandndisensaslunsanslamaidnisfingnanedimue niefiteunlaldnasmuaiansaeenug

a

28NASIETLA)
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1.3 fidayaiigriunsansiigndssasudisuaziinisusulgndulszsiednessinane dausendnnng
snsadislfifeinalszneunisinnsanadndulasmuliageaiane wasddayasaisziouyaci
gisssn Inedayaninanidasdnedennunssdoyafidefolsdednrinmamanisnisswminisonsulusesiu
ana
2. puaNTRLAznANINaeiluNsaIIBIRs I SRR INTiueluda 1.

2.1 ‘Luniiﬁﬁﬂumiamﬂu B/E %38 P/N fisanasnansaananaiiadisznitniss B/E wia P/N fondna
ﬁmﬂmi'%'uawi’aw%a%’uaaﬂmqﬂﬂaﬁﬁﬁ

2.1.1 SW. UJ. %38 UA. MINNYNNIEIEIegIRaan1tun1stn

2.1.
2.1.
2.1.
2.1.
2.1.
2.1.
2.1.

SWIA1TDDNEY

SWIAITENANTHILASIZR
SWIANSNENISINYASLAZENNIEINSINYAT
SWIATHAWIAINAUIANAILAZIW AL D NLAIU SN A INe
swimsitenisaeasnuasidruisUszinalne

~N o o »~M w ™

swIABaaINLARIUsTINA LN
A010%N199WA 19U AN R AN WMo A INUESUHINAIN 2.1.1 - 2.1.7

[e¢]

Nt N1senianian1ssusasaina1saalnnnsarianianssusadaeanensagoanni naawiusIntinanile
(dnd) mwfiszylilu B/E w30 P/N sae

[

s nswdauUsTLANKUIY CIS

wa

2
pofin A nURUAZARNINATTIWNITAIN WG

nsAunilgNnIsaanagn1alaviAnungraes1sU sz
aanag |

d @

1. n3gilunie CIS
1.1 fuantuazfulumananinasilunsamwdwieiiudaimuadinsunmans s Tudmd 1 4o
1.1 99 1.2 uazdp 1.3
1.2 \uvhiezaenasyu IS seUszinafiidnumzdoi
1.2.1 nMsganuasnsianezgagaeldnisiiuguazambienwEnUssmAfimiuaLas1w
nanninduazaandomenanningdaduaandnasinyes 10sco wialluniierasnosmmu CIS saUsziNAd
finsdenelunaindamendnningsnsssnafifnasndnans Wre
1.2.2 CIS operator ﬂaanamuﬁendnagjmaflsi”miﬁ'lﬁuguawaamﬁmmﬁﬂri"uguaﬁﬁ]uam%n
d13ty289 10SCO
1.2.3 lunsdifinesmussluamulumidgzesnasu CIs s1aUszing nasyw CIS AeUszine
sena1apsegnelandninmsinisiiugua n1seen n1siEueane LazNIIANSAINSUNDINLRBERIY
S18ga82a0UTZLN AR
1.3 Uszimaiimiuguanisiasemeniiesnanfanasnisiianuduasesdamuatisfisswe N n1u
sefaUszmARidinnwiun

s

1.4 Tunsdidunisasurainasnusanluniiggasnadyu CIS A19UTHNA NBIYwAINE1IHBIHNTIEMR

a

nsginlitaniznsdifivandndulunisusrsanwadentunisdinsamioun uazdinleuienisayueaoi

(ldldnunisasuluniaezasnamu IS arsUszinadadunasuianasiiiiamulunasiiume)

° a1

1.4.1 @nmsasulunsnddmdoldisAwimandadin (pro rata) uaalauaduluniananinad

v 2
o s 1

single entity limit 289nN89NWIIN®Y No% waninasisiana1laldiunsdnsndduindn sip
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(7Y

1.4.2 fAinmsasulunsnddwiloldisAmmmudndan (pro rata) wdalanaidwlumandninos
product limit d1SuNIneawATn sip ?Jaanammwﬁfu
1.4.3 ﬂmaamu‘lu derivatives ‘V}L'ﬂuvlﬂmwé’nmmﬁ global exposure limit ﬂaanammmﬁfu
Tunsdineanu CIs sedszinafinasyusinasu deafunasyuiigoinasuluninddudodu
Ussinnuazafaiiennuiinesmusinaansnasuld uaziilevimingiuiliaansaasmldanmwinns
dhaw (pro rata) uarazmnaldifinsaeas 20 289 NAV 289n89NUIINAINGT
2. nadduniiie cIs wanimfieaniidrualudiud 2 9o 1
2.1 fAnaantBwazsulumamaninasilunisamwdwigiiudaimuadmiunmas TS ludmi 1 9
1.1 98 1.2 wazdd 1.3

2 2 sanziiewlunainzdaaenannsngsnsussinanduangnaas WFE

#7uN 3 : nswdaudszandueinrsansdstiauiEueln

poaduwlndnlugntnnsiuanlszimarsansiansanssimaieuiludinaeegsudinagi
1. aoinn1slinszrinslssinanuseineineduasnndn
2. 401UBN1sHnANUsTIANR AN WUz Iuo A INUESUINAINGD 3.13.1 d9uil 3 : nIWaARUIZANIEY

dnvsans1a1sineuwnSwen 98 1. - 9.

daufl 4 : gsnssuUszanmsdalaedidyyrzreAulusieuszine (reverse repo)

LaenTuluniunann NN nAnENIsNAIS N.8.6. AR

daufl 5 : gsnssnUszanmsiidunannswdlusiieUszina (securities lending)

'
9 @

IE]EIL%%VLUEI’IN‘H5ﬂLﬂmﬁﬁﬁ’1%ﬂﬂ’1%ﬂm5ﬂiiNﬂ’ﬁ N.8.6. NVAA

d2UM 6 : §3N3INUTLLAN derivatives Tusireuszina muwé’mnwﬁmsmnuﬁ'ﬂﬁ

o

e lasaedl underlying agnalnagnihinianans

@

1. U32LAW underlying derivatives Tinasywazid g

E95 94
1.1 nindanfinasnuanansaasulaludmi 1 - 5
1.2 sasmenidle
1.3 SmsuanUaenwin
1.4 \ASAR L% credit rating B30 credit event U6
1.5 sadhidwiie sadfifiosrlsznoulluduawsesaulsnin 1.1 - 1.4 wie 1.7
1.6 saRfifiosRlsznoulluaafiain 1.5

1.7 underlying BWATNNEIBNITHANEATINAIT N.8.6. ATHWALNNLAN

Tunsdif derivatives §1989AU31AN289 underlying E1961% 51ANNIE989RINA1IBBI TS IANTRUN (spot price)
WeaTIANAQNZI8a1TIN (futures price) W% 1199 51289 underlying Auiilalldnzdh w3a underlying 7

WnosAUsznavuzanaiainald sastunaansuationineansnaziaeeliag1sunsvanssae

2. Wanlansasnu vsENIANITIzALAUN1SaY Kl derivatives laBaLED
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2.1 ﬂ‘iiﬁﬂamﬂﬁ‘i:mﬁmﬁhﬂ’l‘ia\m%i% derivatives Wa& underlying 384 derivatives ﬁa:amuvh”asha

FaanluwlAsinig

a

@ o 1o 3 3 ' ' < -1
2.2 1 Unnmsiduluadylu derivatives agslaoenanitansih

@

2.2.1 derivatives on organized exchange

o

2.2.2 n3eiln OTC derivatives TusnaUssina sinsfigaadndieniatuifiyananlasuayis

q
o s [

IiUsznaugsiia derivatives fiagnelanisrdugualaenissuiiduguasunannsnduasnainnanning

Y

MuannZnasigaed 10SCO nIaMUnan12naas WFE

2.3 lunsdifiszdasdinisdnssnitarenisdonaudueiiie derivatives Augaas FwAruusanTunswdiui

nasnuannsaasnuls noi lddnnasuazlugfiandsunaunsafindndenauiuaruninia

a

3. NANLNUTLNNLANNTH underlying LAz

1unseiN derivatives & underlying L UuAZHAINED 1.5 — 1.6 AERAING1IFDINANWULAI
3.1 \UwusiginfinnsimuaidnisAwindiogednan Inefinisssyunasdayazas underlying nsatade

619 7 fikanldlunisarwin wazdinisAwinarildludagiumannumanzaazaseshusznaudonzi

[ '
o a [ ] a

149% underlying n3aUad8RINa1AB9ENSATERIMIAINENIzAA AR T uEaTEARE

o add o

3.2 Wueadnfanwmuzadnlaag1evihni

I o add o &

3.2.1 safiidn1snszanesegroiieme Inaduwsaiinfanvaslndnuasniioso
3.2.1.1 srfifissAUsznaunAazidinmintoenimiewringu 20% sesinninnonag
3.2.1.2 saRifissAUsznaulasamilefiinsnieeninrdaminy 35% gaeiimin

wanan wnsafduwluausnizaain Tnsasrusznoumaudasiiiminldiinsnsiitimualude 3.2.1.1

MMsRNSTINSNSENERnENANED 3.2.1.1 uazde 3.2.1.2 lispehasRUszneuiiieitasiunasiinie

wnsiuRuaRarsan

[ o

o ad o d o -1
3.2.1 ﬂﬁ%a%iﬂ%ﬂﬂﬁ]’]ﬂ‘ﬂa 3.2.1V]LU%VLUEI’]NLGE]%VL‘ZIF‘]iUﬂ’J% I

'
o o

3.2.2.1 waniififesiusznauliuwnnansndodygiiinesuanansaasmuldlngnse
3.2.2.2 L0FAWInITUaINAINTAaI (pro rata) LafaunibeinosmuasuleasIans
v3odnygimlasnsoudldumdulunananinned single entity limit 2890097
3.3 Wusiitlasunmeimwlaeaatuifanaiitedowasviminilaagedaszannusendnnis o
winusingianrduasnannduwusunluiaiozssuiunannis uSEndansaedalviansn1sTaeiAN
FnudinienalszleniadrefivszAnsnweae
3.4 finsuansRaiing 1 egdeiiondulszigniwinisiudefidnsiauedayastneiwngnisol
3.5 lunsdifilusziiiwie safainandasimnlneldundsdayadiebinsenuramiigs
5113zl szinAlnensesassina niemwinaInTAERAILazUSNsiuSEndan1suandliRnladn

ABMsAwIIBIg NI AT RAINaIEINsnAziaue AT W laa g iz EN

4. HANNUTNSIR AN TNEa RN BN RN15E152rhRINAT 52 YN (cover rule)
USUNIAN1IHasIRlHRNINEuzasnasunfinunnuazfisnnadadludiwiniiiesmesanszNinasmwens

asdnsnieINdannaile derivatives dwgnaadlinaanaanfilaaiul derivatives i waziduluniad

FIBNITWBAKNSNIINATS N.8.60. ANHALA
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5. nanNMTANANA1MTUNTAINWNRIngUsEaIAINan1TanANNLEed

9

Tunsdlnusuninnsasnulu derivatives 7 underlying lalldfaifieanunsndaunazanninaiiios n1sasmuly

derivatives AINA1IABITWIUAINNFIINIIBAMENTINATT N.8.6. ATVILA

6. NANLNUTIANLANEIMSUN1389Y) w1 OTC derivatives

a

USUNIRNIT9LIRINRIDANAIL OTC derivatives At

1o a v a

6.1 lviRanyy1dndienitorwinuazudsyar1gRossnga derivatives TAUITENIANIINIIUNATUA 15

Y]

1 ] [ ]

uwaziugavineaasunaziion o lunsdininaonarnluinngariiniszasuiundants TAwInuazud

9

a

yargfsssanegluiniinisdely

a a e

6.2 lunstiniinmen1siNdonanssnusasIANZe derivatives aeafined Aty 1Ry 18ndeni

| a

A1WINLASUIINARANEREIINYDN derivatives PRUSHNIANITNIIUN WA

pY q
=]

6.3 Aagyanandienie@neanliinisansgiue derivatives LilauSunInN1530970 16

CY o

7. nannasiisBndnsunsidntwadyails credit derivatives

'
a wa a o

UsunInnsaasUfuRmadanlanii

o

7.1 W nluadygiln credit derivatives Talanizifian1sannnudeoninum

[ e}

(% s

7.2 WnTugdyanlfians credit derivatives ifianuwmizaniganssaniaifisuidssiugsnssnetionii

agaln Aotk
7.2.1 Credit Default Swap : @9lain m'mnm‘lugm:g”%aﬂssﬁ'ummﬁm ATEAALAITRIA

ANENHN90TANTENTENATH obligation BBIERNNWATN obligation ww Inegdy Tiaglugusdunelszin
AnaeefinnszyniuiazsadissSumndannasdoussiunnaieadiaiia credit event Zulngasfinali
Fannasdeuszinanaidssasuitnuaiud (lunsdiilsifin credit event Fannasaziugaluinasuimun
anUn®) 1194 1691 obligation azflifiessneanisiien (Single Name Credit Default Swap) %38 obligation &
naneTen1seirualiganelssiwanmiesfininfidissniiiioia credit event Iuiy obligation 18113
r151‘5'1‘c’lﬂ'l‘i‘lr‘l‘ijn‘iﬁ]%'ﬁ']‘c’ll,l,'if‘l (First to Default Swap) w%mﬁmﬁm credit event %%ﬁu obligation $18A151AS18NT
niilwnga obligation Feazdinisdnszaimimanizludinsosduningsein uidannasnzasuimuaiia

\im credit event 2wAU obligation nﬂ‘i'l‘c’lﬂ’lﬂ%ﬂ@:a»l (Proportionate Credit Default Swap)
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7.2.2 Total Rate of Return Swap : #sleiiia n1smnaslugiuzddouszinanaifesaasdunsng

Y]

g198efiimannnisanasaainanauunuiazlasuainfunsndaneds Inaguneuszinanaidesinissynnud

o
a o o =1 =]

azdnenanaULIwIUS a1 AsTinSeshaeficnsBiusnsnenienaiiazanasin wazduiianas (§18)
YDIYAAYRTITHIDIRUNITNED198 iauanfunsigdeuszinanuidesezlounansuunuuazdiuiiiiiagu
(1#l) 2eayarngfoTsnaasdunsngsradeliiuganeuszinaades awninazifin credit event niaAsu
Avwada (nsailaifia credit event)

7.3 Aaslddggansgmwaiafifinualag interational Swaps and Derivatives Association (ISDA) 7138
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7.3.3 ldfidarmunalvinasmusiasaldandeneliiigdyan

3.14. gnndmmsasulunanningnionindduau adunsndduzasnamuais :
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TunsANa1HNIAMENIINAIS N.A.5. ﬂizmﬂLLn”Lmﬂﬁwmeé’mwa"mmiam% u‘%ﬁ’wﬁ’mmsaﬂzamﬂﬁ”
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D) Uszstannsweau 8m9183U (% Y89 NAV)

1 | asd1snasging Taidinamsan

2 | #9181301ASFAUTEINA
2.1 N3 credit rating a¢lw 2 duaunsnawly TaidrnmansdIn
2.2 n3tifl credit rating aelszAU investment grade L ane TaiAin 35%
2 BUAULIN
2.3 NN credit rating aﬂi%izﬁuﬁﬂﬂ’h investment grade Talvin 15%
n3aladl credit rating

3 | wie cis mwfiszyluds 3.18.1 dawdl 2 98 1 uazdn 3.13.2 Taidinghsan
gt 2 9 1

4 | Budhnn3ansiansifisuinbwedin Taiin 20%

5 | as1a1sfifanemzATUTIRRLG Taiingnasioit udrunsnslaazgonin

5.1 \Unasd1Inikiigeaninnsananngranelng nioananzas
ow. sinlszmailasuangalilsznaugsia on. lu

q

Uszindlne
5.2 1Puwnsansfifisnunzedolnagroniionsis
5.2.1 gaandwusunaansiion
5.2.2 goanfimalawedoyafuniaialulaes
TNeaLBEARINLUY filing
5.2.3 lunsdifiduasasfifimnuaindiszniiosniimde
WinAU 397 % ﬁfmwﬁ’uﬁamu wazlallAfanuoue
AN 5.2.1 ¥s8 5.2.2 gRATHNAUATNATIENIHINE1IRBU
qﬂﬂaﬁaﬁ
5.2.3.1 §W. UJ. %38 UA. MINNGHANEI6I8TINa
F01UBN5L9%
5.2.3.2 SWIANT0ONE®
5.2.3.3 SWIA15EIANSAILATIER
5.2.3.4 SWIANSBNISNYASLAZERNTAl
ASLAWAT

(1) 20% %30
(2) wninzasmsiansnawle

benchmark + 5%
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UseLANnsweau

8m3189% (% Y89 NAV)

5.2.3.5 UsTENAAIRTasimiafiadande
5.2.3.6 SWIATTWAIBIIEIHAFIBIANATILAZAWIA
danuriaUseindlng
5.2.3.7 swIAIsBN1sAIanNLAZ LIS
Uszindlne
5.2.3.8 sWIANSBaaINWAIUTEIA N
5.2.3.9 UR.
5.3 awaznelnlszindlne
5.4 luwns@lfduasnansiamnuaIundnsneaInnin 397 T4
ﬁfmwiﬁ'uﬁawqu Faedunzideunsoadluszuuza

regulated market

NSRRI

6.1 AETNRENvATU IR

6.1.1 Huasanand ifaandnmausangnunalng uasiana
MenTETiulsessznAnsagaandnneawaI NN grane
sneUszing (ualisasanznzas sw. saussinafilasuayaie
Tusznaugsia anluuszinalneg) wiailunsnans Basel i
6.1.2 Wwasansnifansmzadlnadiomitsioi

6.1.2.1 goaniduusdnaanzienlu SET violunanzaze
AANNINEAIIUTZINA

6.1.2.2 feanfimalamedayaidunaialy lnefseaziden
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6.1.2.3 lunsdiifunmasiififmuaindrsenittosnivie
Wiy 397 T suusiuiiaogw Aldldfianuasny 6.1.2.1 nia
6.1.2.2 Q”ﬁmszggnﬁ’%m34ﬁmmiﬁ\mdﬂﬁamﬂuqﬂﬂaﬁaﬁ
6.1.2.3.1 YAAAANNED 5.2.3.1 - 5.2.3.9

6.1.2.3.2 dantunaiusznineszinaivszanalneduaandn
6.1.2.3.3 a0uMIdusalssmATifdnvazinueaR ety
YARAAHED 6.1.2.3.1 - 6.1.2.3.2

6.1.3 lunsdifidusmansfifiiuaindrsznitannnd 397 35
wuusTuiiasyudesiunzdeuwnioagluszuuans regulated
market

6.2 reverse repo

6.3 OTC derivatives

6.4 vibae CIS mwfiszyluda 3.13.1 dawudl 2 90 2 wazde
3.13.2 &l 2 98 2 faanafendenenioagluszning IPo
ienseanzifendeaelunszaudoaendnnsnduas SET
viavaenaadanenanningatcszing (ualdsandmuae
ﬁﬂﬂ&inﬁagiizijﬁﬂLﬁumil,l,n”lmmﬁmaﬁﬂﬁﬁm'il,ﬁnﬂau
wikesInaIsanaInn1sdeznelu SET nialunaintoae
AANNTNEA19UTZINA)

o

sanAwlaAwERI1AH LaLAIRI LA EINT
(1) 15% %30
(2) wirnzaamnmSwgaunacmmw

GL% benchmark + 5%
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28 UsstAnnsweau 8m3189% (% Y89 NAV)

7 | niwddudunaniniteainiiszyluda 1 - 40 6 (SIP) sInAlHLAY 5%

waemn ;- wnsalluningduach (iddaimuaiiennt single entity limit 289g5UeN HoaNATIH1THED
ANEYEYT WAILENTE
1. Wuehnrsaasasiieunidudinian 361t ik »aaIna s I

2. derivatives on organized exchange
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d2UM 2 : IRTIHIUNTRINUNATUIUAINNGNTINT (group limit)
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UseLANnsweau

8m3189% (% Y89 NAV)

1

n1sasnwlunsndiugasusunynuivniiaglunguianisbiesnn

w313 YA IHGINTINNINISERAUUSENAINETD

a

TaAudnslasnsmitencit udaussnslaas
gondn

(1) 25% %30

(2) ﬁmﬁnﬂam%’ws‘fﬁuﬁamu&[u
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nanewin | wnsaldunsngiunch Tuddan1nuaiieany goup limit

1. WuehnrFaasiasiiguni@udiniian 361tk »aaIna s I

2. derivatives on organized exchange

d2UN 3 1 IRTIFEIUNTRINUNATUIUMHUISLANNINGTY (product limit)
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UseLANnsweau

8m3187U (% 289 NAV)

1

daa

NWRAURRIATHN

9

WWHINHSaRIIESNEUNILSWEN B/E ¥i5a P/N

a ]

ngnanelneg (lasandeanalusinsszimAzasifiyaranings)

a

Tugaan ga91e niogdgyn Aok

1.1 swimansesantunaluiingraneanizinain
1.2 &W.
1.3 ..
1.4 UA.

1.5 UIENAAIAIDIRML TN 1A
(ldsanfionswdduinnasulasulawnssudndanangdygyina

reverse repo Y138 securities lending %30 derivatives)

@

willwnasnundenglasenisieendil U1
\RREAINTBUDIYNBIN Y

- ansndresulaldiunasnuiiongnasu
AILVREUBENINTBLNAY 6 LBk NIt

Wwnznasnuifionglassnisuinniinie

winnu 1 U

a o

- saunwldiAn 45% aaslusauing 1in

[

#

NSNETAWAI
2.1 B/E w38 P/N NfNenlavisdaendowsnasmusinls’
Aiunsinanissulandnsisensasluasanslaninisnis

%

Angranerinuen niefidenlalinemusansnisnaefg
PANATIANT A
2.2 Sudnwiaasiansiiisurindudnnfifiszeziaainisiinifin
12 Liaw
2.3 total SIP AND 5 209813
(laldiunsasnuaanasnusinlin uaznasni buy & hold ii
8911l B/E P/N SN liwi1nw3ansnansiiieuiniiudan ‘ﬁﬂmq

Talina1gNaeunsasaUNI TR IIDININKIIN NIBHNITAINL

a ]

T derivatives tial¥insngauninailengdanndasnuang

nady)

aINAWLHLAY 25%

reverse repo

Taivfin 25%

securities lending

Taivfin 25%
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28 UsstAnnsweau 8m31839U (% 289 NAV)
5 | total SIP Flsiun nswddumnda 7 ludand 1 : dhsndannis sanrlsiin 15%
aINWNAIwINEHEBaNNIWIRUunTaRAHt (single entity limit)
6 | Derivatives TaiAnyariAnaFesniog)

(hedging)

N13L91111§30350 derivatives N1#
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BAMMBALNEINY product limit

faufl 4 : Sansdiumsasnuiinwiamarnaddiulaideluion1siamu (concentration limit)
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